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20134 2 H R B T DREHEE 14, 996, 138, 412 1, 732, 804 93.71 10, 828
20144F 2 H R AT DXFHEEE 13, 580, 832, 002 1, 569, 265 94. 64 10, 936
2015%F 2 H R AT DXFHEEE 17, 942, 941, 888 2,073, 307 91. 66 10, 592
20164F 2 A R AT OSFHERE 15, 461, 702, 544 1, 786, 600 79.10 9, 140
20174F 2 H R AT DXFHEEE 18, 589, 649, 948 2, 148, 034 88. 08 10, 178
20184 2 A R AT OXFHERE 15, 168, 062, 950 1, 752, 670 86. 13 9,953
20194F 2 A R AT OSFHERE 15, 427, 940, 746 1,782, 699 85. 71 9, 904
20204F 2 H R B T OXFHEE 13, 879, 985, 910 1, 603, 832 85. 68 9, 900
20214 2 H R BT DREHEE 22,018, 447, 153 2, 544, 232 86. 79 10, 029
20224F 2 A R B T O FHEE 16, 344, 077, 255 1, 888, 558 83. 47 9, 645
20214 3 H K H 21, 083, 730, 279 2, 436, 225 86. 80 10, 030

4 HEKRA 21, 580, 817, 371 2,493, 663 87. 34 10, 092

5 AKH 22, 035, 902, 812 2, 546, 249 87.19 10, 075

6 HAH 20, 367, 966, 066 2,353,518 87.91 10, 158

7AKH 20, 028, 483, 707 2,314, 291 87.73 10, 137

8 HAH 20, 055, 542, 346 2,317, 418 87.96 10, 164

9 AKH 19, 400, 193, 705 2, 241, 692 87.51 10, 111

10H K H 20, 038, 089, 657 2, 315, 401 86. 93 10, 045

1MAKHA 18, 390, 998, 527 2, 125, 080 85. 70 9,903
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202143 H 1 A 0. 306839 35
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9H1H 0. 275083 32
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R4 - 0.9%
Clear Channel Outdoor Holdings Inc.
5.13%, 08/15/27 (Call 08/15/22) @ ® 18, 009 18,015, 190
7.50%, 06/01/29 (Call 06/01/24) @ ® 16, 130 16, 739, 606
7.75%, 04/15/28 (Call 04/15/24) @ ® 14, 245 14, 876, 180
Lamar Media Corp.
3.63%, 01/15/31 (Call 01/15/26)® 7,545 7,073, 602
3.75%, 02/15/28 (Call 02/15/23)® 10, 680 10, 279, 500
4.00%, 02/15/30 (Call 02/15/25) 9,333 8,975, 826
4.88%, 01/15/29 (Call 01/15/24) 4,428 4, 452, 608
Midas OpCo Holdings LLC, 5.63%, 08/15/29
(Call 08/15/24) @ 16, 454 16, 124, 920
Outfront Media Capital LLC/Outfront Media
Capital Corp.
4.25%, 01/15/29 (Call 01/15/24)© 7,737 7,372, 394
4.63%, 03/15/30 (Call 03/15/25)®® 6, 604 6, 260, 629
5.00%, 08/15/27 (Call 08/15/22) @ ® 9, 483 9, 359, 721
6.25%, 06/15/25 (Call 06/15/22) @ ® 6, 283 6,542, 174
Terrier Media Buyer Inc., 8.88%, 12/15/27
(Call 12/15/22) @ ® 15, 821 16, 280, 249
142, 352, 599
WLZEE - B - 2.4%
Bombardier Inc.
6.00%, 02/15/28 (Call 02/15/24)®® 10, 688 10, 222, 591
7.13%, 06/15/26 (Call 06/15/23) 17,882 17, 890, 226
7.50%, 12/01/24 (Call 12/01/22)® 13, 627 14,132, 233
7.50%, 03/15/25 (Call 03/15/22) @ ® 21,411 21, 624, 887
7.88%, 04/15/27 (Call 04/15/22) @ ® 28, 547 28, 843, 366
Howmet Aerospace Inc.
3.00%, 01/15/29 (Call 11/15/28) 11,477 10,915, 613
5.13%, 10/01/24 (Call 07/01/24)® 16, 556 17,416, 581
6.88%, 05/01/25 (Call 04/01/25) 8, 404 9, 246, 648
Rolls—Royce PLC
3.63%, 10/14/25 (Call 07/14/25)® 13,634 13, 263, 155
5.75%, 10/15/27 (Call 07/15/27)“ 15, 086 15, 609, 388
Spirit AeroSystems Inc.
4.60%, 06/15/28 (Call 03/15/28) 10, 442 9,930, 812
5.50%, 01/15/25 (Call 10/15/22) @ ® 7,810 8, 035, 507
7.50%, 04/15/25 (Call 04/15/22)® 16, 808 17, 448, 805
TransDigm Inc.
4.63%, 01/15/29 (Call 01/15/24)® 18,977 17,947, 156
4.88%, 05/01/29 (Call 05/01/24)® 11,365 10, 796, 750
5.50%, 11/15/27 (Call 11/15/22) 38, 604 38, 314, 470
6.25%, 03/15/26 (Call 03/15/22)“ 64, 397 66, 252, 439
6.38%, 06/15/26 (Call 06/15/22)® 14, 809 15, 097, 331
7.50%, 03/15/27 (Call 03/15/22)® 6, 356 6, 597, 599
8.00%, 12/15/25 (Call 04/08/22)@® 14, 650 15, 322, 435
TransDigm UK Holdings PLC,
6.88%, 05/15/26 (Call 05/15/22) 7,524 7,777,935
Triumph Group Inc.
6.25%, 09/15/24 (Call 09/15/22)@® 6, 237 6, 200, 792
7.75%, 08/15/25 (Call 08/15/22)® 7,382 7, 404, 493
8.88%, 06/01/24 (Call 02/01/23)® 9,230 9, 864, 562
396, 155, 774
B¥ -0.1%
Vector Group Ltd.
5.76%, 02/01/29 (Call 02/01/24)“ 13,614 12, 620, 095
10.50%, 11/01/26 (Call 11/01/22)® 7,209 7,412, 230
20, 032, 325

iv=7—X iBoxx ¥ F/LET
A A —)V R{t4&E ETF
(FRENTVWBERR—k U F—VITHMBEEICESL)

L
Y (8 T) Vit
#iZE - 1.7%
Air Canada, 3.88%, 08/15/26

(Call 02/15/26) @ $ 17,334 § 16,857,315
American Airlines Group Inc.,

3.75%, 03/01/25@® 7,472 6,947, 714
American Airlines Inc., 11.75%, 07/15/25@® 36, 989 44,902, 427
American Airlines Inc./AAdvantage Loyalty IP

Ltd.

5.50%, 04/20/26%® 50, 526 51, 667, 706

5.75%, 04/20/29 " 41, 992 42,928, 820
Delta Air Lines Inc.

2.90%, 10/28/24 (Call 09/28/24) 13,527 13,371, 304

3.75%, 10/28/29 (Call 07/28/29)® 8, 497 8, 096, 961

3.80%, 04/19/23 (Call 03/19/23) " 6,783 6, 853, 953

4.38%, 04/19/28 (Call 01/19/28)® 6, 602 6, 577, 992

7.38%, 01/15/26 (Call 12/15/25) " 15, 375 17,222, 768
Hawaiian Brand Intellectual Property

Ltd. /HawaiianMiles Loyalty Ltd.,

5.75%, 01/20/26 (Call 01/20/24) 17, 294 17,591, 619
United Airlines Inc.
4.38%, 04/15/26 (Call 10/15/25) @ ® 28, 486 28, 395, 557
4.63%, 04/15/29 (Call 10/15/28)® 30, 042 29, 284, 942
290, 699, 078
TRV = 0.2%
Hanesbrands Inc.

4.63%, 05/15/24 (Call 02/15/24)@® 10, 636 10, 804, 662

4.88%, 05/15/26 (Call 02/15/26) @ ® 14, 355 14,631, 753
William Carter Co. (The)

5.50%, 05/15/25 (Call 05/15/22) 6, 485 6, 696, 641

5.63%, 03/15/27 (Call 03/15/22)® 8,290 8, 445, 437

40, 578, 493
BEERE - 3.3%
Allison Transmission Inc.

3.75%, 01/30/31 (Call 01/30/26) “® 15, 061 13,977, 146

4.75%, 10/01/27 (Call 10/01/22) @ ® 5, 665 5, 680, 048

5.88%, 06/01/29 (Call 06/01/24)® 6,573 6,907, 735
Aston Martin Capital Holdings Ltd.,

10.50%, 11/30/25 (Call 11/01/24) @ 17, 092 17, 920, 765
Ford Motor Co.

3.25%, 02/12/32 (Call 11/12/31) ¥ 29, 552 27, 822, 322

4.35%, 12/08/26 (Call 09/08/26) 22, 098 22, 568, 245

9.63%, 04/22/30 (Call 01/22/30)® 8,061 11, 064, 367
Ford Motor Credit Co. LLC

2.30%, 02/10/25 (Call 01/10/25) 14, 206 13, 596, 053

2.70%, 08/10/26 (Call 07/10/26) 21,182 20, 265, 923

2.90%, 02/16/28 (Call 12/16/27) " 13,933 13,170, 029

2.90%, 02/10/29 (Call 12/10/28) 11,835 11,029, 123

3.09%, 01/09/23 2, 258 2,267,318

3.10%, 05/04/23% 11, 168 11, 250, 755

3.35%, 11/01/22 963 968, 093

3.37%, 11/17/23 13, 841 13,903, 285

3.38%, 11/13/25 (Call 10/13/25) 30, 940 30, 586, 588

3.63%, 06/17/31 (Call 03/17/31)® 14,975 14, 432, 343

3.66%, 09/08/24 11, 204 11,247, 416

3.81%, 01/09/24 (Call 11/09/23) 10,518 10, 617, 763

3.82%, 11/02/27 (Call 08/02/27) 13, 883 13, 769, 333

4.00%, 11/13/30 (Call 08/13/30)® 25,294 25,019, 107

4.06%, 11/01/24 (Call 10/01/24) 22,721 23, 056, 089

4.13%, 08/04/25 20,135 20, 335, 426

4.13%, 08/17/27 (Call 06/17/27)" 19, 096 19, 229, 027

4.14%, 02/15/23 (Call 01/15/23) " 7,432 7,508, 643

4.27%, 01/09/27 (Call 11/09/26) 14, 025 14, 227, 110

4.38%, 08/06/23 13,401 13, 652, 980
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4.39%, 01/08/26® 17,713 § 18, 047, 046 Freedom Mortgage Corp.
4.54%, 08/01/26 (Call 06/01/26) 13,165 13, 538, 557 6.63%, 01/15/27 (Call 01/15/24)@® § 9,076 $ 8,411,750
4.69%, 06/09/25 (Call 04/09/25) 7,720 7,957, 004 7.63%, 05/01/26 (Call 05/01/23) @ ® 9,478 9, 098, 880
5.11%, 05/03/29 (Call 02/03/29)® 22, 257 23,592, 420 8.13%, 11/15/24 (Call 11/15/22)® 6, 865 6, 847, 838
5.13%, 06/16/25 (Call 05/16/25)® 24, 965 26, 113, 390 8.25%, 04/15/25 (Call 04/15/22)@® 6,735 6,718, 163
5.58%, 03/18/24 (Call 02/18/24)® 20, 683 21,559, 438 Intesa Sanpaolo SpA

Jaguar Land Rover Automotive PLC 4.20%, 06/01/32 (Call 06/01/31)@®© 12,250 11,023,875
4.50%, 10/01/27 (Call 07/01/27)“ 7, 560 6, 980, 428 5.02%, 06/26/24% 31,383 32, 265, 405
5.50%, 07/15/29 (Call 07/15/24) @ ® 7,826 7,498, 169 5.71%, 01/15/26® 4,121 4, 348, 244
5.63%, 02/01/23 (Call 04/08/22) @ ® 4, 868 4, 874, 370 UniCredit SpA
5.88%, 01/15/28 (Call 01/15/24) @ 8, 392 8, 266, 120 5.46%, 06/30/35 (Call 06/30/30) @ ®© 22,403 22,228,944
7.75%, 10/15/25 (Call 10/15/22)® 8, 688 9, 149, 072 5.86%, 06/19/32 (Call 06/19/27) @ ®© 14,946 15,228,158

513, 649, 016 7.30%, 04/02/34 (Call 04/02/29) @ ®© 18,318 20,097, 356

BBHEER - X8 - 1.3% 264, 964, 293

Adient Global Holdings Ltd., 4.88%, 08/15/26 BEEM - 0.9%

(Call 08/15/22) @ ® 11,058 11, 046, 952 Builders FirstSource Inc.

American Axle & Manufacturing Inc. 4.25%, 02/01/32 (Call 08/01/26) @ ® 19,653 18,817,748
5.00%, 10/01/29 (Call 10/01/24)® 8, 482 8, 043, 565 5.00%, 03/01/30 (Call 03/01/25)“® 8, 090 8, 260, 456
6.25%, 03/15/26 (Call 03/15/22) 5,464 5,539, 130 6.75%, 06/01/27 (Call 06/01/22) " 6,579 6,849, 650
6.50%, 04/01/27 (Call 04/01/22)® 7, 466 7,644, 484 Griffon Corp., 5.75%, 03/01/28 (Call 03/01/23)® 14,947 14,756, 127
6.88%, 07/01/28 (Call 07/01/23)® 5,331 5,511, 088 Jeld-Wen Inc.

Clarios Global LP, 6.75%, 05/15/25 4.63%, 12/15/25 (Call 12/15/22)@® 5, 545 5, 442, 418
(Call 05/15/22) @® 6, 096 6, 335, 631 4.88%, 12/15/27 (Call 12/15/22) @® 6, 250 6,078,125

Clarios Global LP/Clarios US Finance Co. SRM Escrow Issuer LLC, 6.00%, 11/01/28
6.25%, 05/15/26 (Call 05/15/22)“® 11, 899 12, 308, 802 (Call 11/01/23) @ 16,659 16,671,994
8.50%, 05/15/27 (Call 05/15/22)“® 29, 536 30, 832, 831 Standard Industries Inc./NJ

Dana Financing Luxembourg Sarl, 3.38%, 01/15/31 (Call 07/15/25) @ ® 16,019 14, 233, 682
5.75%, 04/15/25 (Call 04/15/22)® 5,133 5, 204, 605 4.38%, 07/15/30 (Call 07/15/25)@® 23,713 22,462, 139

Dana Inc. 4.75%, 01/15/28 (Call 01/15/23)@® 14,450 14,238,751
4.25%, 09/01/30 (Call 05/01/26) 6,533 6,201, 876 5.00%, 02/15/27 (Call 02/15/23) 11,178 11, 247, 863
5.38%, 11/15/27 (Call 11/15/22)® 5,729 5, 843, 580 Summit Materials LLC/Summit Materials Finance
5.63%, 06/15/28 (Call 06/15/23) 4, 340 4,452,113 Corp., 5.25%, 01/15/29 (Call 07/15/23)@® 10, 134 10, 234, 917

Goodyear Tire & Rubber Co. (The) 149, 293, 870
4.88%, 03/15/27 (Call 12/15/26)® 10, 507 10, 509, 566 b2 - 1.6%

5.00%, 05/31/26 (Call 05/31/22)" 15,712 15,801, 734 Axalta Coating Systems LLC, 3.38%, 02/15/29

5.00%, 07/15/29 (Call 04/15/29) ®® 12, 002 11,833, 972 (Call 02/15/24) @ ® 10, 438 9,539, 264
5.25%, 04/30/31 (Call 01/30/31) 8,003 7,775, 090 Axalta Coating Systems LLC/Axalta Coating Systems

5.25%, 07/15/31 (Call 04/15/31)@® 8, 420 8, 184, 300 Dutch Holding B BV, 4.75%, 06/15/27 (Call

5.63%, 04/30/33 (Call 01/30/33) 6, 407 6, 196, 283 06/15/23) @ ® 7,374 7,390, 111
9.50%, 05/31/25 (Call 05/31/22) 9,956 10, 598, 162 Chemours Co. (The)

Tenneco Inc. 4.63%, 11/15/29 (Call 11/15/24) @® 9,518 8, 816, 047
5.00%, 07/15/26 (Call 07/15/22)® 6,323 6,318, 574 5.38%, 05/15/27 (Call 02/15/27)® 7,361 7,370, 497
5.13%, 04/15/29 (Call 04/15/24) @ ® 11, 060 11, 095, 747 5.75%, 11/15/28 (Call 11/15/23)@® 12,202 12,016, 566
7.88%, 01/15/29 (Call 01/15/24)® 7,435 7,868, 133 Methanex Corp.

ZF North America Capital Inc., 5.13%, 10/15/27 (Call 04/15/27) 10,415 10,593, 574
4.75%, 04/29/25¢¢ 15,700 16,050,335 5.25%, 12/15/29 (Call 09/15/29) ® 9,552 9,752,592

221, 196, 553 NOVA Chemicals Corp.

1T - 1.6% 4.25%, 05/15/29 (Call 05/15/24) @ ® 7,825 7,345, 801

Commerzbank AG, 8.13%, 09/19/23® 15, 657 16, 857, 275 4.88%, 06/01/24 (Call 03/03/24) 15, 145 15, 391, 712

Deutsche Bank AG 5.00%, 05/01/25 (Call 01/31/25)“ 7,545 7,646, 857
4.30%, 05/24/28 (Call 05/24/23), (5 year 5.25%, 06/01/27 (Call 03/03/27) 16, 373 16, 497, 599
USD Swap + 2.248%) ©© 25,217 25, 402, 247 Olin Corp.

4.50%, 04/01/25% 18,079 18, 558, 997 5.00%, 02/01/30 (Call 02/01/24) " 7,187 7,278,994

Deutsche Bank AG/New York NY 5.13%, 09/15/27 (Call 03/15/22) " 8,027 8, 166, 469
3.73%, 01/14/32 (Call 10/14/30)© 17,975 17,002, 015 5.63%, 08/01/29 (Call 08/01/24)® 10,598 11,054,316
3.74%, 01/07/33 (Call 10/07/31) 18,981 17,733, 106 Olympus Water U.S. Holding Corp.

4.88%, 12/01/32 (Call 12/01/27) 15,922 16,076, 115 4.25%, 10/01/28 (Call 10/01/24)“® 11,234 10, 493, 804

5.88%, 07/08/31 (Call 04/08/30)®© 7, 396 8, 052, 658 6.25%, 10/01/29 (Call 10/01/24) @ ® 6,133 5,633,110
Fifth Third Bancorp., Series H, 5.10%,

(Call 06/30/23)©©@ 9,121 9,013, 267

11 —
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SCIH Salt Holdings Inc. Hertz Corp. (The)

4.88%, 05/01/28 (Call 05/01/24)“ $ 16, 455 15, 720, 079 4.63%, 12/01/26 (Call 12/01/23) $ 7,140 § 6,850,977
6.63%, 05/01/29 (Call 05/01/24)“® 10, 185 9, 621, 385 5.00%, 12/01/29 (Call 12/01/24) @ ® 15, 657 14, 604, 850

Tronox Inc. MPH Acquisition Holdings LLC
4.63%, 03/15/29 (Call 03/15/24)®® 15, 387 14, 477, 321 5.50%, 09/01/28 (Call 09/01/24) @ ® 15, 207 14, 751, 550
6.50%, 05/01/25 (Call 04/04/22) 7,532 7,824,214 5.75%, 11/01/28 (Call 11/01/23)®® 19, 052 17,230, 152

Unifrax Escrow Issuer Corp. Nielsen Co Luxembourg SARL (The),

5.25%, 09/30/28 (Call 09/30/24)®® 11, 550 11,131, 473 5.00%, 02/01/25 (Call 02/01/23)®® 7,434 7,499, 048
7.50%, 09/30/29 (Call 09/30/24) " 6, 104 5, 583, 180 Nielsen Finance LLC/Nielsen Finance Co.

Valvoline Inc. 4.50%, 07/15/29 (Call 07/15/24) @ ® 9, 869 8, 891, 969
3.63%, 06/15/31 (Call 06/15/26) 7,262 6,551, 776 4.75%, 07/15/31 (Call 07/15/26) 8, 447 7,520, 364
4.25%, 02/15/30 (Call 02/15/25)« 9,638 9,121, 373 5.63%, 10/01/28 (Call 10/01/23) @ ® 15, 124 14, 515, 944

WR Grace Holdings LLC 5.88%, 10/01/30 (Call 10/01/25) @ ® 11,735 11,371, 802
4.88%, 06/15/27 (Call 06/15/23) @ ® 10, 845 10, 825, 316 Prime Security Services Borrower LLC/Prime
5.63%, 08/15/29 (Call 08/15/24)® 16, 932 16, 314, 781 Finance Inc.

m 3. 38%, 08/31/27U<((;,?11 08/31/26) @ ® 15, 332 14, 276, 807
L2 _ 200 5.25%, 04/15/24% 9,780 10, 006, 413

Z"E%Z EX - 5.9% 5.75%, 04/15/26" 19, 041 19, 469, 422
ecurity Corp. (The) 6.95% . 01/15/28 (C o
4.13%, 06/15/23 0, 204 9, 360, 984 - 6.25%, 28 (Call 01/15/23) { 19, 817 19, 123, 405
4.13%, 08/01/29 (Call 08/01/28) @ ® 14,982 14,110, 235 Ritchie Bros. Auctioneers Inc., 5.38%, 01/15/25

Albion Financing 1 Sarl/Aggreko Holdings Inc., (Call 01/15/23) 4,001 4,064, 099
6.13%, 10/15/26 (Call 10/15/23) 7,881 7,706, 937 Sabre GLEL Ine. oo

Albion Financing 2SARL, 8.75%, 04/15/27 7. 380/0, 09/01/25 (Call 09/01/22) (‘“ 12,445 12, 873, 264
(Call 10/15/23) ¥ ® 6, 528 6. 330, 256 ‘ 9. 25@, 04/15/25 (9311 03/{6/25)‘ 12,511 14, 095, 831

Allied Universal Holdco LLC/Allied Universal Service Corp. International/U.S. ®
Finance Corp. 3.38%, 08/15/30 (9311 08/15/25) b 11, 387 10, 466, 219
6.00%, 06/01/29 (Call 06/01/24)" 14,214 13, 263, 258 4.00%, 06/15/31 (Call 06/16/26) | 10,400 9,897,496
6.63%. 07/15/26 (Call 07/15/22)® 20, 188 90, 863, 215 4.63%, 12/15/27 (Call 12/15/22) 7,785 7,896, 017

s 5 5 o, )
0.75%. 07/15/27 (Call 07/15/22) 15,379 16, 071, 055 5. 1§A, 06/(?1/29 (Call 06/01/24) e 12, 551 12, 870, 448

Allied Universal Holdco LLC/Allied Universal So?heby s, 7.38%, 10/15/2.7 (Call 10/15/22) 11, 146 11,577,907
Finance Corp. /Atlas Luxco 4 Sarl United Rentals North America Inc.

P 0, ~, 2y (b)
4.63%, 06/01/28 (Call 06/01/24) @ 17, 149 16, 235, 999 3.75%, 01/15/32 (Call 07/15/26) ¥ 10,770 10,238, 689
4.63%, 06/01/28 (Call 06/01/24)® 10, 885 10, 208, 325 3.88%, 02/15/31 (Call 08/15/25) " 16, 337 15, 790, 844

APX Group Inc. 4.00%, 07/15/30 (Call 07/15/25) ;: 11, 552 11, 355, 183
5.75%, 07/15/29 (Call 07/15/24) @® 11, 966 10, 788, 845 4.88%, 01/15/28 (Call 01/15/23) ¥ 24,246 24,744,498
6.75%, 02/15/27 (Call 02/15/23) @® 8,943 9,171, 337 5 25f” 01/15/?0 (C‘a“ 01/15/2?) w 11, 846 12, 326, 585

Avis Budget Car Rental LLC/Avis Budget Finance 5.50%, 05/15/27 (Call 05/15/22) 15,290 15, 798, 698
Ine. Verscend Escrow Corp., 9.75%, 08/15/26
4.75%, 04/01/28 (Call 04/01/24)®® 6, 149 5, 864, 427 (Call 08/15/22) @ 17,467 18,254,945
5.38%, 03/01/29 (Call 03/01/24)@® 9, 080 8,922,015 650, 859, 269
5.75%, 07/15/27 (Call 07/15/22) @ ® 5,773 5, 816, 298 av¥a—4F -1.1%

Block Inc. Booz Allen Hamilton Inc.

2.75%, 06/01/26 (Call 05/01/26)@® 14,518 14, 082, 460 3.88%, 09/01/28 (Call 09/01/23) @ 10, 139 9,910, 568
3.50%, 06/01/31 (Call 03/01/31)@® 14,919 14, 050, 901 4.00%, 07/01/29 (Call 07/01/24) 7,890 7,771, 650

Brink’s Co. (The) Condor Merger Sub Inc., 7.38%, 02/15/30
4.63%, 10/15/27 (Call 10/15/22)®® 9,525 9, 296, 400 (Call 02/15/25) @ 30, 670 29, 633, 854
5.50%, 07/15/25 (Call 07/15/22)“ 5, 480 5, 606, 631 Diebold Nixdorf Inc.

Garda World Security Corp. 8.50%, 04/15/24 (Call 04/15/22) 7,153 7,058, 647
4.63%, 02/15/27 (Call 02/15/23)@® 8,993 8,711, 969 9.38%, 07/15/25 (Call 07/15/22)@® 9,796 10, 143, 299
6.00%, 06/01/29 (Call 06/01/24)“ 7,613 6,948, 062 Exela Intermediate LLC/Exela Finance Inc.,

9.50%, 11/01/27 (Call 11/01/22)“® 8, 306 8, 600, 396 11.50%, 07/15/26 (Call 12/01/22)@® 2, 459 1,502,910

Gartner Inc. NCR Corp.

3.63%, 06/15/29 (Call 06/15/24) @ ® 7,503 7,290, 727 5.00%, 10/01/28 (Call 10/01/23)®® 8,745 8, 603, 768
3.75%, 10/01/30 (Call 10/01/25)®® 13, 452 13,018, 846 5.13%, 04/15/29 (Call 04/15/24)“® 17,422 17, 190, 810
4.50%, 07/01/28 (Call 07/01/23)@® 11, 333 11, 480, 669 5.25%, 10/01/30 (Call 10/01/25) @ 7, 106 6, 889, 826

Grand Canyon University 5.75%, 09/01/27 (Call 09/01/22)®® 6,751 6, 840, 512
4.13%, 10/01/24® 4,800 4, 836, 594 6.13%, 09/01/29 (Call 09/01/24) @ 8, 163 8,471, 561
5.13%, 10/01/28 (Call 08/01/28) 6, 635 6, 659, 881 Seagate HDD Cayman

Herc Holdings Inc., 5.50%, 07/15/27 3.13%, 07/15/29 (Call 01/15/24) " 7,529 6,890, 465
(Call 07/15/22) @® 17,707 18, 190, 121 3.38%, 07/15/31 (Call 01/15/26) 6,793 6, 205, 632
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4.09%, 06/01/29 (Call 03/01/29)® 7,863 7,594, 872 Nationstar Mortgage Holdings Inc.
4.13%, 01/15/31 (Call 10/15/30) 7,196 6, 888, 371 5.13%, 12/15/30 (Call 12/15/25) $ 9,514 $ 8,982,643
4.75%, 06/01/23® 6, 428 6, 604, 770 5.50%, 08/15/28 (Call 08/15/23) 12, 309 12, 224, 529
4.75%, 01/01/25® 7,093 7,323, 832 5.75%, 11/15/31 (Call 11/15/26)“® 9, 164 8,979, 895
4.88%, 03/01/24 (Call 01/01/24)® 6, 264 6, 459, 750 6.00%, 01/15/27 (Call 01/15/23) " 7,988 8, 118, 242
4.88%, 06/01/27 (Call 03/01/27)® 7,665 7,900, 562 Navient Corp.

Vericast Corp., 11.00%, 09/15/26 4.88%, 03/15/28 (Call 06/15/27) 7,549 7,091, 814
(Call 09/15/23) @ 18, 827 19, 180, 395 5.00%, 03/15/27 (Call 09/15/26) “ 10,516 10, 225, 866

Western Digital Corp., 4.75%, 02/15/26 5.50%, 01/25/23" 1,217 1,242, 691
(Call 11/15/25)® 499 518, 561 5.50%, 03/15/29 (Call 06/15/28) " 11,677 11, 063, 218

199,598,615 c o, g 036 11199 19
. S —_ 0, . 0, y ) )

é?};%m"\ YTNTT - 0.3% 6.75%, 06/25/25(” 7,115 7,396, 477
5.00%, 04/15/26 (Call 04/15/23)@® 12,722 12,771, 998 S' Zng’ gggg/ggi;) 8 giz £ ggg’ éég
6.50%, 04/15/26 (Call 04/15/22)®® 8, 392 8,543, 319 NFP C;>rp > / L 1,863,

Coty Ine/HFC Prestige Products Ine/HFC 1.88%, 08/15/28 (Call 08/15/23) 7,156 6,903, 608
Prestige International U.S. LLC, = 6.88%, 08/15/28 (Call 08/15/23)@® 30,547 28,428,758
4.75%, 01/15/29 (Call 01/15/25) @® 7,829 7,614, 049 R j e e e

. OneMain Finance Corp.

Edgevell Personal Care Co. 3.50%, 01/15/27 (Call 01/15/24)® 11,372 10, 750, 748
4.13%, 04/01/29 (Call 04/01/24) @ ® 6, 362 5,973, 727 ) ‘ ‘ o e
5.50%, 06/01/98 (Call 06/01/23)@® 11,870 11,972, 426 3.88%, 09/15/28 (Call 09/15/24) 9, 362 8, 670, 530

_— 4.00%, 09/15/30 (Call 09/15/25) 12, 809 11, 652, 988
16, 875,519 5.38%, 11/15/29 (Call 05/15/29) 10, 902 10,933,911

Wi - HFE - 0.5% 5.63%, 03/15/23% 9, 844 10,107, 719

American Builders & Contractors Supply Co. 6.13%, 03/15/24 (Call 09/15/23) " 17,014 17,581, 179
Inc. 6.63%, 01/15/28 (Call 07/15/27)" 12, 387 13, 194, 137
3.88%, 11/15/29 (Call 11/15/24) @® 7,068 6, 688, 784 6.88%, 03/15/25 18, 062 19, 242, 364
4.00%, 01/15/28 (Call 01/15/23)@® 9,922 9,729, 186 7.13%, 03/15/26 23, 681 25, 657, 871

Avient Corp. 8.88%, 06/01/25 (Call 06/01/22) 9, 260 9,763, 449
5.25%, 03/15/23" 7,264 7,455, 056 PennyMac Financial Services Inc.

5.75%, 05/15/25 (Call 05/15/22) @ ® 9, 844 10,071, 642 4.25%, 02/15/29 (Call 02/15/24) © 9, 090 8, 125, 112

H&E Equipment Services Inc., 3.88%, 12/15/28 5.38%, 10/15/25 (Call 10/15/22) @ ® 8, 881 8, 855, 223
(Call 12/15/23) @ 18, 667 17, 468, 392 5.75%, 09/15/31 (Call 09/15/26) 7,643 7,203, 527

Ritchie Bros Holdings Inc., 4.75%, 12/15/31 Rocket Mortgage LLC/Rocket Mortgage Co-Issuer
(Call 12/15/26) @ 8, 827 8, 775, 892 The.

Wolverine Escrow LLC 2.88%, 10/15/26 (Call 10/15/23) @ ® 17,765 16, 699, 100
8.50%, 11/15/24 (Call 11/16/22) @® 9,609 8, 264, 294 3.63%, 03/01/29 (Call 03/01/24)@® 11, 244 10, 565, 527
9.00%, 11/15/26 (Call 11/15/22) " 13,712 13,751,803 3.88%, 03/01/31 (Call 03/01/26)® 17,955 16,810, 369
13.13%, 11/15/27 (Call 11/15/22)@® 7,555 3, 823, 302 4.00%, 10/15/33 (Call 10/15/27) @ ® 12, 260 11, 410, 995

86, 028, 351 SLM Corp.

ABLBY—ER — 3.4% 3.13%, 11/02/26 (Call 10/02/26) " 11,303 10, 825, 542

AerCap Holdings NV, 5.88%, 10/10/79 (Call 4.20%, 10/29/25 (Call 09/29/25)® 4,334 4,398,107
10/10/24) ©© 10,913 10, 762, 946 United Wholesale Mortgage LLC

Ally Financial Inc., 5.75%, 11/20/25 5.50%, 11/15/25 (Call 11/15/22)@® 12, 053 11,674, 656
(Call 10/21/25)® 16, 142 17, 169, 140 5.50%, 04/15/29 (Call 04/15/24)®® 9,975 9,214,032

Coinbase Global Inc. 5.75%, 06/15/27 (Call 06/15/24)“® 8, 159 7,780, 009
3.38%, 10/01/28 (Call 10/01/24)®® 15,951 14, 533, 594 VistaJet Malta Finance PLC/X0 Management
3.63%, 10/01/31 (Call 10/01/26) @® 14, 556 12, 832, 603 Holding Tnc., 6.38%, 02/01/30 (Call

Curo Group Holdings Corp., 7.50%, 08/01/28 02/01/25) 14, 760 14, 033, 488
(Call 08/01/24)@® 14, 655 13, 006, 312 563, 735, 427

Enact Holdings Inc., 6.50%, 08/15/25 ER - 2.5%

(Call 02/15/25) @ 10, 966 11, 376, 457 Calpine Corp.

Jefferies Finance LLC/JFIN Co-Issuer Corp., 3.75%, 03/01/31 (Call 03/01/26) @ ® 12,981 11, 874, 370
5.00%, 08/15/28 (Call 08/15/24) @ ® 13,693 13, 303, 195 4.50%, 02/15/28 (Call 02/15/23) @ ® 18, 532 18, 086, 248

LD Holdings Group LLC 4.63%, 02/01/29 (Call 02/01/24)®® 9, 820 9,132,803
6.13%, 04/01/28 (Call 04/01/24) " 9,852 8,785, 521 5.00%, 02/01/31 (Call 02/01/26)“® 12,023 11,121, 088
6.50%, 11/01/25 (Call 11/01/22)@® 6,797 6,491, 135 5.13%, 03/15/28 (Call 03/15/23)“® 20, 503 19, 740, 288

LPL Holdings Inc. 5.25%, 06/01/26 (Call 06/01/22) 7,632 7, 741, 966
4.00%, 03/15/29 (Call 03/15/24)@® 12, 543 12, 182, 389 Clearway Energy Operating LLC
4.38%, 05/15/31 (Call 05/15/26) " 6, 668 6,519, 637 3.75%, 02/15/31 (Call 02/15/26)® 13,403 12,503, 324
4.63%, 11/15/27 (Call 11/15/22)@® 5,629 5,614,271 4.75%, 03/15/28 (Call 03/15/23) @ ® 13, 142 13, 200, 245

Midcap Financial Issuer Trust
5.63%, 01/15/30 (Call 01/15/25) @ ® 6,783 6, 189, 487
6.50%, 05/01/28 (Call 05/01/24) 13,910 13, 548, 201
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DPL TInc. TerraForm Power Operating LLC
4.13%, 07/01/25 (Call 04/01/25)® $ 7,183 § 7,246,390 4.75%, 01/15/30 (Call 01/15/25)@® $ 9,782 $ 9,636,799
4.35%, 04/15/29 (Call 01/15/29) ® 5,638 5,511, 145 5.00%, 01/31/28 (Call 07/31/27)@® 10, 898 10, 925, 245

Electricite de France SA 20, 562, 044
5.25%, (Call 01/29/23)®®©© 15, 430 15, 374, 361 4K - BT - 0.1%

5.63%, (Call 01/22/24)"©© 18,398 18,216,412 Brand Industrial Services Inc., 8.50%, 07/15/25

Emera Inc., Series 16-A, 6.75%, 06/15/76 (Call 07/15/22) @ ® 14, 363 13, 202, 589
(Call 06/15/26) ©© 17,970 19, 679, 396 —

FirstEnergy Corp. I - 3.0%

2.656%, 03/01/30 (Call 12/01/29) 8,392 7, 869, 456 AMC Entertainment Holdings Inc.,
Series B, 2.25%, 09/01/30 (Call 06/01/30) 3,728 3,411,743 7.50%, 02/15/29 (Call 02/15/25) @ ® 12,542 12, 369, 548
Series B, 4.40%, 07/15/27 (Call 04/15/27) 22, 441 23, 198, 384 Caesars Entertainment Inc.

NextEra Energy Operating Partners LP 4.63%, 10/15/29 (Call 10/15/24) @® 17,953 17, 055, 350
3.88%, 10/15/26 (Call 07/15/26) 6, 209 6, 164, 761 6.25%, 07/01/25 (Call 07/01/22)® 49, 054 50, 856, 980
4.25%, 07/15/24 (Call 04/15/24) @ ® 9,784 9,974, 175 8.13%, 07/01/27 (Call 07/01/23)“® 26, 295 28, 252, 663
4.25%, 09/15/24 (Call 07/15/24) @ 908 922, 442 Caesars Resort Collection LLC/CRC Finco Inc.,

4.50%, 09/15/27 (Call 06/15/27) @ ® 8, 808 8, 899, 823 5.75%, 07/01/25 (Call 07/01/22)® 14, 374 14, 753, 683

NRG Energy Inc. Cedar Fair LP, 5.25%, 07/15/29 (Call 07/15/24)® 7,682 7,662, 795
3.38%, 02/15/29 (Call 02/15/24)@® 6, 900 6, 408, 030 Cedar Fair LP/Canada’s Wonderland Co./Magnum
3.63%, 02/15/31 (Call 02/15/26) @ ® 15, 592 14, 350, 195 Management Corp. /Millennium Op
3.88%, 02/15/32 (Call 02/15/27)@® 15, 646 14, 487, 564 5.38%, 04/15/27 (Call 04/15/22) 7,189 7, 244, 490
5.25%, 06/15/29 (Call 06/15/24)®® 10, 401 10, 589, 084 5.50%, 05/01/25 (Call 05/01/22)“® 14, 362 14, 790, 565
5.75%, 01/15/28 (Call 01/15/23) 12,148 12, 456, 066 Churchill Downs Inc.

6.63%, 01/15/27 (Call 07/15/22) " 2,042 2,112, 694 4.75%, 01/15/28 (Call 01/15/23)® 9, 859 9, 665, 961

PG&E Corp. 5.50%, 04/01/27 (Call 04/01/22)@® 11, 229 11, 415, 121
5.00%, 07/01/28 (Call 07/01/23)® 15, 150 14, 978, 967 Cinemark USA Inc.

5.25%, 07/01/30 (Call 07/01/25)® 14, 540 14, 443,018 5.25%, 07/15/28 (Call 07/15/24) @ 12, 303 11, 737, 800

Talen Energy Supply LLC 5.88%, 03/15/26 (Call 03/15/23)@® 5, 420 5,339, 784
6.50%, 06/01/25 (Call 06/01/22)® 7,945 3,297, 175 International Game Technology PLC
6.63%, 01/15/28 (Call 01/15/23) @ 7,636 6, 697, 466 4.13%, 04/15/26 (Call 04/15/23) 11,583 11, 484, 545
7.25%, 05/15/27 (Call 05/15/22) @ ® 10, 450 9, 326, 625 5.25%, 01/15/29 (Call 01/15/24) @ ® 10, 773 10, 957, 286
7.63%, 06/01/28 (Call 06/01/23)® 7, 466 6, 682, 070 6.25%, 01/15/27 (Call 07/15/26) @ ® 10, 605 11, 329, 852
10.50%, 01/15/26 (Call 01/15/23)@® 8,674 3,892, 272 6.50%, 02/15/25 (Call 08/15/24) @ ® 15, 653 16, 543, 595

Vistra Operations Co. LLC Lions Gate Capital Holdings LLC, 5.50%,

4.38%, 05/01/29 (Call 05/01/24)“ 18, 598 18, 063, 261 04/15/29 (Call 04/15/24) @ ® 15,048 14, 295, 600
5.00%, 07/31/27 (Call 07/31/22)@® 17, 497 17, 596, 908 Live Nation Entertainment Inc.

5.50%, 09/01/26 (Call 09/01/22)@® 14, 488 14,709, 811 3.75%, 01/15/28 (Call 01/15/24) @ ® 9, 369 8,984, 215

5.63%, 02/15/27 (Call 02/15/23)@® 20, 571 21, 049, 996 4.75%, 10/15/27 (Call 10/15/22) @® 14, 029 13,819, 015

m 4.88%, 11/01/24 (Call 10/01/22) iji;j 6, 959 7,033, 461

smp _ 0 40 6.50%, 05/15/27 (Call 05/15/23) 17,427 18, 698, 802

ﬁ?j‘i‘ir iﬁings.?n/:. Mohegan Gaming & Entertainment .

4.38%, 03/31/29 (Call 09/30/23) @ ® 11,464 10,331,930 7 SBZA” 10/15/24 (Call 10/15/22) o 2,723 2,792, 985
4.75%, 06/15/28 (Call 06/15/23) @® 10,012 9,491, 523 8 00%, 02/91/26 (Call 02/01/23) 17,748 17,925, 480
. . . Premier Entertainment Sub LLC/Premier

WESC? [f;il/zrlggxgxénc(ban 06/15/22) @ ® 24, 584 25,730, 475 Entertainment Finance Corp.
g0l ! @ ® ’ T or 5.63%, 09/01/29 (Call 09/01/24)®® 11,017 10, 032, 447
7.25%, 06/15/28 (Call 06/15/23) 16,525 17,691 817 5.88%, 09/01/31 (Call 09/01/26)“® 11, 267 10, 249, 096

63, 245, 745 Resorts World Las Vegas LLC/RWLV Capital Inc.,

ETHR - 0.5% 4.63%, 04/16/29 (Call 01/16/29) @ ® 14, 377 13, 356, 805

Imola Merger Corp., 4.75%, 05/15/29 Scientific Games International Inc.

(Call 05/15/24) 29,315 28, 401, 023 5.00%, 10/15/25 (Call 10/15/22) 17,739 17,977, 923

Sensata Technologies BV 7.00%, 05/15/28 (Call 05/15/23)@® 11,797 12, 239, 388
4.00%, 04/15/29 (Call 04/15/24) @® 15, 536 14, 964, 563 7.25%, 11/15/29 (Call 11/15/24) @® 9,853 10,471, 258
4.88%, 10/15/23% 5,411 5,557, 208 8.25%, 03/15/26 (Call 03/15/22)@® 17,239 18, 006, 135
5.00%, 10/01/25@ " 9,361 9,691,233 8.63%, 07/01/25 (Call 07/01/22) 9,050 9,569, 037
5.63%, 11/01/24® 4,711 4,951, 496 Six Flags Entertainment Corp.

Sensata Technologies Inc. : 4.88%, 07/31/24 (Call 07/31/22)@® 14, 485 14, 473, 557
3.75%, 02/15/31 (Call 02/15/26) @ ® 10, 904 10, 193, 264 5.50%, 04/15/27 (Call 04/15/22) @ ® 7,717 7,794, 170
4.38%, 02/15/30 (Call 11/15/29) @® 6,512 6, 404, 552 Six Flags Theme Parks Inc., 7.00%, 07/01/25

80, 163, 339 (Call 07/01/22) @ 10, 813 11, 306, 938
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WMG Acquisition Corp. Post Holdings Inc.

3.00%, 02/15/31 (Call 02/15/26) § 11,687 § 10, 547, 518 4.50%, 09/15/31 (Call 09/15/26) $ 27,234 § 25, 225,492
3.75%, 12/01/29 (Call 12/01/24)®® 8,970 8, 559, 074 4.63%, 04/15/30 (Call 04/15/25)“® 23, 206 21,871, 655
3.88%, 07/15/30 (Call 07/15/25)@® 7, 361 7,087, 232 5.50%, 12/15/29 (Call 12/15/24) @ ® 18, 810 18, 933, 205

Wynn Resorts Finance LLC/Wynn Resorts Capital 5.63%, 01/15/28 (Call 12/01/22)@® 13, 689 13,793,077
Corp. 5.75%, 03/01/27 (Call 03/01/22)@® 19, 359 19, 564, 949
5.13%, 10/01/29 (Call 07/01/29)®@® 11, 669 11, 329, 453 U.S. Foods Inc.

7.75%, 04/15/25 (Call 04/15/22)@® 8, 088 8, 443, 063 4.63%, 06/01/30 (Call 06/01/25) 6,721 6, 485, 184
m 4.75%, 02/15/29 (Call 02/15/24)@® 12, 940 12, 735, 548

BEET - 0.7% 6.25%, 04/15/25 (Call 04/15/22)®® 16, 320 16, 879, 776

Covanta Holding Corp., 5.00%, 09/01/30 (Call 413, 229, 286
09/01/25) 6, 826 6,533, 847 T—FP—ER - 0.4%

Covert Mergeco Inc., 4.88%, 12/01/29 Aramark Services Inc.

(Call 12/01/24) @ 11, 336 10, 861, 403 5.00%, 04/01/25 (Call 04/01/22)@® 7, 150 7,207, 200

GFL Environmental Inc. 5.00%, 02/01/28 (Call 02/01/23)@® 17, 151 17, 205, 883
3.50%, 09/01/28 (Call 03/01/28)@® 10, 638 10, 120, 249 6.38%, 05/01/25 (Call 05/01/22)“® 21,623 22,390, 617
3.75%, 08/01/25 (Call 08/01/22)@® 10, 389 10, 285, 110 TKC Holdings Inc.

4.00%, 08/01/28 (Call 08/01/23)“® 12, 660 11, 750, 063 6.88%, 05/15/28 (Call 05/15/24)“® 6, 150 6,119, 250
4.25%, 06/01/25 (Call 06/01/22)@® 5, 862 5, 854, 086 10.50%, 05/15/29 (Call 05/15/24) @ 9,895 10, 201, 910
4.38%, 08/15/29 (Call 08/15/24) @ 8, 260 7, 666, 602 63, 124, 860
4.75%, 06/15/29 (Call 06/15/24) @ ® 11, 197 10, 691, 455 REES - $EBLE - 0.1%

5.13%, 12/15/26 (Call 12/15/22) @ 7,591 7,740, 849 Mercer International Inc., 5.13%, 02/01/29

Madison IAQ LLC (Call 02/01/24)® 12, 352 12, 035, 388
4.13%, 06/30/28 (Call 06/30/24) 8,987 8,471, 371 Pearl Merger Sub Inc., 6.75%, 10/01/28
5.88%, 06/30/29 (Call 06/30/24) @ ® 16, 046 14, 567, 053 (Call 10/01/24)@® 7,845 7,837, 547

Stericycle Inc. —_—
3.88%, 01/15/29 (Call 11/15/23)@® 8, 054 7,553, 645 19,872,935
5.38%, 07/15/24 (Call 06/07/22)@® 7,914 8,070, 253 HA - 0.2% o

_— AmeriGas Partners LP/AmeriGas Finance Corp.
120, 165, 986 5.50%, 05/20/25 (Call 02/20/25) 11, 502 11, 703, 285

R - 2.5% 5.63%, 05/20/24 (Call 03/20/24) 7,330 7,492,919

Albertsons Companies Inc./Safeway Inc./New 5.75%, 05/20/27 (Call 02/20/27)® 6, 968 7,037, 680
Albertsons LP/Albertsons LLC ! 5.88%, 08/20/26 (Call 05/20/26) 11, 269 11, 459, 784
3.25%, 03/15/26 (Call 09/15/22) @ ® 11, 324 10, 885, 733 T 37 693 008
3.50%, 02/15/23 (Call 12/15/22) @ ® 9,332 9, 368, 301 o . o0 099
3.50%, 03/15/29 (Call 09/15/23)@® 18, 129 16, 859, 970 NAATT — Bk - 1.0%

1.63%, 01/15/27 (Call 01/15/23)@® 18, 996 19, 091, 704 Avantor Funding Inc. .

4.88%, 02/15/30 (Call 02/15/25)@® 15, 193 15, 230, 982 3.88%, 11/01/29 (Call 11/01/24) " 12,649 12, 192, 347
5.88%, 02/15/98 (Call 08/15/22)@® 11832 12, 285, 535 4.'53%, 07/15/28 (Call 07/15/23) ¢ 22, 863 23, 205, 945
7.50%, 03/15/26 (Call 03/15/22) @ ® 10,114 10, 720, 840 Hologic Inc.

B&G Foods Tne. 3.25%, 02/15/29 (Call 09/28/23) @ ® 14, 092 13,417, 501
5.95%, 04/01/25 (Call 04/01/22)® 14, 166 14, 264, 170 4.63%, 02/01/28 (Call 02/01/23)®® 6,987 7, 234, 698
5.25%, 09/15/27 (Call 03/01/22)® 7,376 7,360, 246 Wozart Debt Merger Sub Inc.

Kraft Heinz Foods Co. 3.88%, 04/01/29 (Call 10/01/24)® 67, 117 63,521, 764

0, (a) (b)
3.00%, 06/01/26 (Call 03/01/26) 27,076 27,088, 292 5.25%, 10/01/29 (Call 10/01/24) 36, 957 35, 438, 588
3.75%, 04/01/30 (Call 01/01/30)® 8,563 8, 803, 192 Teleflex Inc. o
3.88%. 05/15/27 (Call 02/15/27)® 20, 049 20,733,016 4.25%, 06/01/28 (Call 06/01/23) ‘:)’ 8, 130 8, 064, 960
14.25%, 03/01/31 (Call 12/01/30) 1,973 2,097, 546 4.63%, 11/16/27 (Call 11/15/22) 6,616 6,618,746

Lamb Weston Holdings Inc. 169, 694, 549
4.13%, 01/31/30 (Call 01/31/25)@® 14, 898 14, 395, 193 ANVATT —H—E R - 6.6%

4.38%, 01/31/32 (Call 01/31/27)@ 10,513 10, 229, 859 Catalent Pharma Solutions Inc.
4.88%, 05/15/28 (Call 11/15/27) @® 6,874 7,063, 035 3.13%, 02/15/29 (Call 02/15/24) @ ® 7,962 7,418, 868

Performance Food Group Inc. 3.50%, 04/01/30 (Call 04/01/25)“ 9,319 8, 676, 269
4.25%, 08/01/29 (Call 08/01/24) @® 15, 658 14, 826, 659 5.00%, 07/15/27 (Call 07/15/22)@® 8, 598 8, 808, 149
5.50%, 10/15/27 (Call 10/15/22) @® 15,515 15, 852, 093 Centene Corp.

Pilgrim’s Pride Corp. 2.45%, 07/15/28 (Call 05/15/28) 33, 162 30, 969, 163
3.50%, 03/01/32 (Call 09/01/26) @ ® 12, 873 11,851, 937 2.50%, 03/01/31 (Call 12/01/30)® 32,414 29, 895, 432
4.25%, 04/15/31 (Call 04/15/26) @ ® 14, 363 13, 881, 939 2.63%, 08/01/31 (Call 05/01/31)" 19,126 17,699, 918
5.88%, 09/30/27 (Call 09/30/22) @ ® 14, 467 14, 850, 158 3.00%, 10/15/30 (Call 07/15/30)® 32, 405 30, 925, 731

3.38%, 02/15/30 (Call 02/15/25)" 29, 536 28, 413, 080
4.25%, 12/15/27 (Call 12/15/22)® 35, 873 36, 721, 396
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4.63%, 12/15/29 (Call 12/15/24) ® $ 50,464 $ 51,977, 920 4.63%, 06/15/28 (Call 06/15/23) $ 10,581 $ 10, 400, 132
Charles River Laboratories International Inc. 4.88%, 01/01/26 (Call 03/01/22)@® 30, 422 30, 567, 417
3.75%, 03/15/29 (Call 03/15/24)®® 7,048 6, 774, 538 5.13%, 11/01/27 (Call 11/01/22)“® 19, 355 19, 662, 745
4.00%, 03/15/31 (Call 03/15/26)@® 7,999 7, 680, 290 6.13%, 10/01/28 (Call 10/01/23) " 37,394 37,840, 178
4.25%, 05/01/28 (Call 05/01/23) @ 7,353 7,298, 608 6.25%, 02/01/27 (Call 02/01/23)@® 20, 818 21, 410, 272
CHS/Community Health Systems Inc. 6.75%, 06/15/23 26, 459 27,633, 854
4.75%, 02/15/31 (Call 02/15/26) " 15,932 14, 994, 857 1,096,911, 054
5.25%, 05/15/30 (Call 05/15/25) @ 17,913 17, 363, 160 ot — 4% - 0.5%
5.63%, 03/15/27 (Call 12/15/23) ‘“””? 27,324 27, 492, 862 Compass Group Diversified Holdings LLC,
6.00%, 01/15/29 (Call 01/15/24)@® 13,026 13,090, 153 5.95%, 04/15/29 (Call 04/15/24) 14, 676 14, 240, 724
6.13%, 04/01/30 (Call 04/01/25) " 22, 894 21, 300, 005 Ieahn Enterprises LP/Tcahn Enterprises
6.88%, 04/01/28 (Call 04/01/23)@® 10, 455 9, 657, 806 Finance Corp.
6.88%, 04/15/29 (Call 04/15/24) @® 25, 096 24, 335, 591 4.38%, 02/01/29 (Call 08/01/28) 11,167 10, 414, 025
8.00%, 03/15/26 (Call 03/15/22) @ 30, 048 31,318, 676 4.75%, 09/15/24 (Call 06/15/24) 13,231 13, 197, 922
8.00%, 12/15/27 (Call 12/15/22) @ 9,703 10, 246, 077 5.25%, 05/15/27 (Call 11/15/26) 21,126 20,978, 118
DaVita Inc. ! 6.25%, 05/15/26 (Call 05/15/22) 18, 546 18, 681, 386
3.75%, 02/15/31 (Call 02/15/26) @ ® 21, 355 19, 515, 807 6.38%, 12/15/25 (Call 12/15/22)® 8, 892 8,989, 990
4.63%, 06/01/30 (Call 06/01/25)@® 41,945 40, 214, 769 56,502 165
Encompass Health Corp. N o ’ ’
4.50%, 02/01/28 (Call 02/01/23)" 15, 051 14,610, 006 R - 0.6% ) )
4.63%, 04/01/31 (Call 04/01/26)® 4,237 4,005, 342 Ashton Woods USA LLC/Ashton Woods Finance
4.75%, 02/01/30 (Call 02/01/25) 13, 259 12, 645, 771 Co., 4.63%, 04/01/30
Envision Healthcare Corp., 8.75%, 10/15/26 <C".‘H 04/0%/25) f . 5,617 5,284,052
(Call 10/15/22) @ 5,900 3,127, 000 Brookfield Resl(flentlal I"rope%tles
HCA Tne. Inc. /Brookfield Residential U.S. LLC
3.50%, 09/01/30 (Call 03/01/30)" 41,096 40, 582, 300 4.88%, 02/15/30 (Call 02/15/25) "' 6,411 5,876, 328
5. 38%, 02/01/25 38,011 41, 245, 660 6.25%, 09/15/27 (Call 09/15/22) ¢ 9,205 9,273,078
5.38%, 09/01/26 (Call 03/01/26)® 15, 256 16, 405, 317 Century Communities Inc. o
5.63%, 09/01/28 (Call 03/01/28)® 22,755 25, 933, 588 3.88%, 08/15/29 (Call 02/15/29) z:) 8, 106 7,517, 302
5.88%, 05/01/23% 16, 134 16, 779, 360 6.75%, 06/01/27 (Call 06/01/22) 5,554 5,776, 160
5.88%, 02/15/26 (Call 08/15/25)® 23, 270 25, 186, 289 Ma“a"‘{ Gro”p, Corp. . oo
5.88%, 02/01/29 (Call 08/01/28) 15, 200 16, 996, 058 4.63%, 03/01/30 (Call 03/01/25)® 9,210 8,657, 400
IQVIA Tne. 5 25%, 12/15/27 (Call 12/15/22) @® 6,551 6,538, 527
5.00%, 10/15/26 (Call 10/15/22)© 14,293 14, 587, 150 Meritage Homes Corp. oo
5.00%. 05/15/27 (Call 05/15/22)@® 17,560 17,916, 468 3.88%, 04/15/29 (Call 10/15/28) K:)’ 7,195 7,057, 696
Legacy LifePoint Health LLC ~6.00%, 06/01/25 (Call 03/01/25) 4,583 4,892, 353
4.38%, 02/15/27 (Call 04/08/22)@® 10, 000 9,522, 245 Picasso Finance Sub Inc., 6. 13%, 06/15/25
6.75%, 04/15/25 (Call 04/15/22) @ 8, 083 8, 362, 995 (Call 06/15/2)®% 1, 881 7,824,540
Lifepoint Health Inc., 5.38%, 01/15/29 Taylor Norrison Communities Inc. = -
(Call 01/15/24) @ ® 7,280 6. 844, 656 5.13%, 08/01/30 (Call 02/01/30) N 7,497 7,478, 257
ModivCare Escrow Issuer Inc., 5.00%, 10/01/29 5.75%, 01/15/28 (Call 10/15/27);)“) 5,312 5,544, 400
(Call 10/01/24) @ ® 7,466 7,009, 174 5. 88%, 06/15/27 (Call 03/15/27) @ 7,836 8,210, 561
ModivCare Inc., 5.88%, 11/15/25 Toll Brothers Finance Corp. . ) ]
(Call 11/15/22) @ 7,960 8,011,833 3.80%, 11/01/29 (Call 08/01/29) N 829 832, 304
Molina Healthcare Inc. o 35%, ‘02/15/28 (9311 1}/15/27) 933 974, 309
3.88%, 11/15/30 (Call 08/17/30) @ ® 9, 364 9,238, 757 TRI Pointe Group Inc. /IRI Pointe Homes
3.88%, 05/15/32 (Call 02/15/32) " 11,547 11, 330, 494  Inc., 5.88%, 06/15/24" 6,535 6,842,962
4.38%, 06/15/28 (Call 06/15/23) ¥ 11,908 11,881, 654 Williams Scotsman International Inc.,
Radiology Partners Inc., 9.25%. 02/01/28 4.63%, 08/15/28 (Call 08/15/23) 6, 540 6, 450, 075
(Call 02/01/23) @ ® 10, 944 10, 939, 098 105, 030, 304
RegionalCare Hospital Partners Holdings FEAFE -0.1%
Inc. /LifePoint Health Inc., 9.75%, Tempur Sealy International Inc.
12/01/26 3.88%, 10/15/31 (Call 10/15/26) @ ® 12, 358 11, 102, 032
(Call 12/01/22) @® 19, 668 20, 612, 556 4.00%, 04/15/29 (Call 04/15/24) 11,576 10, 909, 454
RP Escrow Issuer LLC, 5.25%, 12/15/25 22,011, 486
(Call 1‘2/15/22) @ 11,705 11, 553, 342 SZES - 0.2%
Select Medical Corp4', 6.25%, 08/15/26 Central Garden & Pet Co.
(Call 08/15/22) ™" 18, 158 18,279, 205 4.13%, 10/15/30 (Call 10/15/25)® 7,783 7,392, 294
Tenet Healthcare Corp. 1.13%, 04/30/31 (Call 04/30/26) 5, 860 5, 469, 395
4.25%, 06/01/29 (Call 06/01/24) @ 21, 802 21, 043, 290
4.38%, 01/15/30 (Call 12/01/24)® 20, 829 20, 104, 790
4.63%, 07/15/24 (Call 07/15/22)© 13, 589 13, 682, 661
4.63%, 09/01/24 (Call 09/01/22)@® 8, 754 8, 870, 182
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Kronos Acquisition Holdings Inc./KIK Custom 5.00%, 12/15/27 (Call 12/15/22)® $ 8,346 § 8, 376, 631
Products Inc. NortonLifeLock Inc., 5.00%, 04/15/25
5.00%, 12/31/26 (Call 06/30/23)@® 7,082 6, 391, 505 (Call 04/15/22) @ 16, 131 16, 151, 139
7.00%, 12/31/27 (Call 12/31/23)@® 7,038 5,931, 626 Photo Holdings Merger Sub Inc.,

Spectrum Brands Inc. 8.50%, 10/01/26 (Call 10/01/22)@® 11,730 11, 647, 889
3.88%, 03/15/31 (Call 03/15/26) @ ® 7,550 6, 895, 226 Rakuten Group Inc.

5.75%, 07/15/25 (Call 07/15/22)® 5,945 6, 066, 063 5.13%, (Call 04/22/26) @ ®© @ 10, 892 10, 224, 838
38, 146, 109 . _tﬁ' 25;&, (Call 04/22/31) @®©@ 14,431 13, 854, 352
_ o, witter Inc.

i&ﬁi;ﬂ?ﬁz 0.4% 3882@ 12/15/27 (Call 09/15/27) ij 1,980 1,941, 855
4.35%, 04/01/23 (Call 02/01/23)® 14, 554 14, 808, 695 5.00%, 03(01/30 (Call 12/01/29) 14, 445 14, 517, 225
4.70%, 04/01/26 (Call 01/01/26)® 30, 232 31, 335, 973 Uber4T§S$°18§ﬁ§/égc‘<cH 08/15/24) @ ® 99 948 91, 969 268

. + 88%‘ 06/01/25, (Call 05/01/25) 7, 969 SR 6. 25‘%?: 01/15/28 (c:n 09/15/23) 7: 938 8: 099: 697

Seotts Miracle-Gro Co. (The) 7.50%, 05/15/25 (Call 05/15/22)“® 15, 666 16, 312, 222
4.00%, 04/01/31 (Call 04/01/26) 9,725 8,943, 527 e o oo 2 Ol e
4.38%. 02/01/32 (Call 08/01/26) 5. 263 4847, 565 7. sooA), 09/15/27 (Call 09/15/22)“) 15,979 17,077, 556
4.50%, 10/15/29 (Call 10/15/24)® 4,598 4, 437, 070 8.00%, 11/01/26 (Call 11/01/22)" 21,364 22,645,840

72,762, 195 . 224, 406, 240

PR - 1.1% ﬁ-&ﬁ]—oim
. . . . Cleveland-Cliffs Inc.

Acrisure LLC/Acrisure Finance Inc. ‘ 14.63%, 03/01/29 (Call 03/01/24) @ ® 7. 586 7,332, 214
4.25%, 02/15/29 (Call 02/15/24)@® 11,035 10, 372, 900 ° 880;’ 03/01/31 (cdn 03/01/26) @0 P 6 701 699
6.00%, 08/01/29 (Call 08/01/24) 6, 678 6,073, 207 DN o A > e >
7.00%, 11/15/25 (Call 11/15/22) " 13,107 13,043, 431 5.88%, 06/01/27 (Call 06/01/22) © 8,321 8,560,034
10.13%, 08/01/26 (Call 08/01/22) @ ® 5712 6, 066, 287 6.75%, 03/15/26 (Call 03/15/22) ‘)@ 13,957 14, 709, 841

Alliant Holdings Intermediate LLC/ALLiant 9.88%, 10/17/25 (Call 10/17/22) 7,878 8,773, 722
Holdings Co-Tssuer United States Steel(bsorp., 6.88%, 03/01/29
4.25%, 10/15/27 (Call 10/15/23)@® 10,917 10, 650, 443 (Call 03/01/24) 10,494 10,793, 079
5.88%, 11/01/29 (Call 11/01/24) @® 6,473 6, 122, 568 56, 873, 589
6.75%, 10/15/27 (Call 10/15/22)@® 18, 408 18, 023, 639 LVYx— - 0.6%

AssuredPartners Inc. Life Time Inc.

5.63%, 01/15/29 (Call 12/15/23)@® 8,175 7,502, 458 5.75%, 01/15/26 (Call 01/15/23)“® 14, 054 14, 045, 846
7.00%, 08/15/25 (Call 08/15/22)“® 7,662 7,620, 936 8.00%, 04/15/26 (Call 02/01/23) @ 6,469 6, 464, 989

Enstar Finance LLC, 5.50%, 01/15/42 NCL Corp. Ltd.

(Call 01/15/27)© 7,430 7,220, 474 3.63%, 12/15/24 (Call 12/15/22)@® 8, 155 7, 670, 740

Global Atlantic Fin Co., 4.70%, 10/15/51 5.88%, 03/15/26 (Call 12/15/25)@® 21, 342 20, 541, 675
(Call 07/15/26) @ ®© 10, 663 10, 134, 078 5.88%, 02/15/27 (Call 02/15/24)® 6,824 6, 832, 530

GTCR AP Finance Inc., 8.00%, 05/15/27 7.75%, 02/15/29 (Call 11/15/28) @ ® 5,955 6, 172, 655
(Call 05/15/22) @ ® 6,139 6,207, 584 NCL Finance Ltd., 6.13%, 03/15/28

HUB International Ltd. (Call 12/15/27)@® 7,010 6, 764, 650
5.63%, 12/01/29 (Call 12/01/24)@® 8, 425 8,033, 153 Viking Cruises Ltd.

7.00%, 05/01/26 (Call 05/01/22) @ ® 24, 021 24, 290, 996 5.88%, 09/15/27 (Call 09/15/22)“® 12, 520 11, 627, 950

Liberty Mutual Group Inc. 7.00%, 02/15/29 (Call 02/15/24)“ 6, 805 6, 436, 396
4.13%, 12/15/51 (Call 09/15/26) @ ®© 6,523 6,218, 850 13.00%, 05/15/25 (Call 05/15/22) @ 8,648 9,628, 948
4.30%, 02/01/61 (Call 02/01/26)® 11,491 9, 308, 070 VOC Escrow Ltd., 5.00%, 02/15/28 (Call

Radian Group Inc. 02/15/23) @® 9, 969 9,511, 890
4.50%, 10/01/24 (Call 07/01/24) 7, 400 7,527,934 105, 698, 269
4.88%, 03/15/27 (Call 09/15/26) 5,723 5, 908, 998 TETER - 2.9%

6.63%, 03/15/25 (Call 09/15/24)® 7,483 8, 023, 580 Boyd Gaming Corp.
178, 349, 586 4.75%, 12/01/27 (Call 12/01/22)® 14, 803 14, 863, 692

AVF—Xy b - 1.3% 4.75%, 06/15/31 (Call 06/15/26) 12,922 12, 695, 865

Arches Buyer Inc. 8.63%, 06/01/25 (Call 06/01/22)“® 1,126 1, 188, 001
4.25%, 06/01/28 (Call 12/01/23)®® 14, 061 13, 315, 767 Hilton Domestic Operating Co. Inc.

6.13%, 12/01/28 (Call 12/01/23)@® 7,687 7,247, 304 3.63%, 02/15/32 (Call 08/15/26) 22,137 21, 029, 597

Go Daddy Operating Co. LLC/GD Finance Co. Inc. 3.75%, 05/01/29 (Call 05/01/24) @ ® 11,616 11, 226, 126
3.50%, 03/01/29 (Call 03/01/24)®® 11, 355 10, 763, 632 4.00%, 05/01/31 (Call 05/01/26) @ ® 16, 885 16, 464, 563
5.25%, 12/01/27 (Call 06/01/22) 9, 964 10, 162, 607 4.88%, 01/15/30 (Call 01/15/25)® 14,901 15, 338, 195

Match Group Holdings II LLC 5.38%, 05/01/25 (Call 05/01/22)@® 9, 868 10, 159, 106
3.63%, 10/01/31 (Call 10/01/26) @ ® 6,892 6, 435, 405 5.75%, 05/01/28 (Call 05/01/23)“® 5,347 5,583, 987
4.13%, 08/01/30 (Call 05/01/25)®® 7,395 7,173, 150 Hilton Grand Vacations Borrower Escrow
4.63%, 06/01/28 (Call 06/01/23)®® 6, 483 6, 489, 863 LLC/Hilton Grand Vacations Borrower Esc

4.88%, 07/01/31 (Call 07/01/26)® 7, 149 6, 832, 046
5.00%, 06/01/29 (Call 06/01/24) @ ® 12, 122 11,929, 321

17 —
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Hilton Worldwide Finance LLC/Hilton Worldwide Hillenbrand Inc., 5.75%, 06/15/25 (Call 06/15/22) § 5,652 § 5,848,810
Finance Corp., 4.88%, 04/01/27 25, 875, 645
(Call 04/01/22) $ 8,126 $ 8,298,678 AFA4T - 9.9%

Marriott Ownership Resorts Inc. Altice Financing SA
4.50%, 06/15/29 (Call 06/15/24) " 6,504 6, 195, 060 5.00%, 01/15/28 (Call 01/15/23)@® 17,307 15,624, 933
6.13%, 09/15/25 (Call 05/15/22) " 511 528, 300 5.75%, 08/15/29 (Call 08/15/24)®® 27,836 25, 365, 555

Melco Resorts Finance Ltd. AMC Networks Inc.

4.88%, 06/06/25 (Call 06/06/22) ' 14,575 13,011,837 4.25%, 02/15/29 (Call 02/15/24) 16,049 15,065, 999
5.25%, 04/26/26 (Call 04/26/22) “® 7,377 6,922, 918 4.75%, 08/01/25 (Call 08/01/22) 10,356 10, 358, 404
5.38%, 12/04/29 (Call 12/04/24)@® 15,660 13,617,936 5.00%, 04/01/24 (Call 04/01/22) 5,636 5,628, 955
5.63%, 07/17/27 (Call 07/17/22)@® 9,503 8, 883, 404 Audacy Capital Corp., 6.75%, 03/31/29

5.75%, 07/21/28 (Call 07/21/23)© 12,050 10,930,210 (Call 03/31/24)@® 8,224 7,812,800

MGM China Holdings Ltd. CCO Holdings LLC/CCO Holdings Capital Corp.

4.75%, 02/01/27 (Call 02/01/24) @® 9, 606 8, 741, 460 4.00%, 03/01/23 (Call 03/24/22) 7,683 7,673, 396
5.25%, 06/18/25 (Call 06/18/22) @ ® 7,720 7, 379, 496 1.25%, 02/01/31 (Call 07/01/25)@® 44,366 41, 606, 435
5.38%, 05/15/24 (Call 05/15/22) @ ® 10,983 10,703,718 1.25%. 01/15/34 (Call 01/15/28) @ 30,115 27551611
5.88%, 05/15/26 (Call 05/15/22)@® 10,413 10,003,677 1.50%, 08/15/30 (Call 02/15/25)@® 39550 38,057,778

MGM Resorts International 4.50%, 05/01/32 (Call 05/01/26) 43,018 40, 867, 100
4.63%, 09/01/26 (Call 06/01/26) 5,865 5,898,724 4.50%, 06/01/33 (Call 06/01/27)@® 23,916 22,421, 250
4.75%, 10/15/28 (Call 07/15/28) 10,987 10,959, 533 4.75%. 03/01/30 (Call 09/01/24)@® 16,320 45,425, 584
5.50%, 04/15/27 (Call 01/15/27)" 10,453 10,762, 722 4.75%, 02/01/32 (Call 02/01/27)@® 17,490 17,009, 025
5.75%, 06/15/25 (Call 03/15/25)® 8, 769 9, 174, 566 5.00%, 02/01/98 (Call 08/01/22) 37447 37,719,240
6.00%, 03/15/23" 17,795 18,333,299 5.13%, 05/01/27 (Call 05/01/22) @ ® 50,880 51,473,261
6.75%, 05/01/25 (Call 05/01/22)® 12,896 13,388,280 5.38%, 06/01/29 (Call 06/01/24)@® 92736 23,090, 227

Station Casinos LLC 5.50%, 05/01/26 (Call 05/01/22)@® 15,324 15,634, 254
4.50%, 02/15/28 (Call 02/15/23) @ 11,219 10,784,264 CSC Holdings LLC
4.63%, 12/01/31 (Call 06/01/31)@® 6,915 6, 534, 675 3.38%, 02/15/31 (Call 02/15/26)@® 15,184 12,927, 088

Studio City Finance Ltd. 4.13%, 12/01/30 (Call 12/01/25)@® 17,498 15,737, 264
5.00%, 01/15/29 (Call 01/15/24)@® 15,923 12,663,084 1.50%. 11/15/31 (Call 11/15/26) @ ® 92831 20,776,210
6.00%, 07/15/25 (Call 07/15/22)@® 6,813 6, 352, 203 1.63%. 12/01/30 (Call 12/01/25)@® 34107 28,322, 702
6.50%, 01/15/28 (Call 07/15/23)®® 7,453 6, 557, 043 5.00%, 11/15/31 (Call 11/15/26)@® 6,476 5,408, 540

Travel + Leisure Co. 5.25%, 06/01/24® 9,977 10, 150, 031
3.90%, 03/01/23 (Call 12/01/22) 2,294 2,303,382 5.38%, 02/01/28 (Call 02/01/23)@® 15,020 14,631, 132
4.50%, 12/01/29 (Call 09/01/29) @ ® 9,731 9, 349, 920 5.50%, 04/15/27 (Call 04/15/22)@® 10,583 19,597, 993
6.00%, 04/01/27 (Call 01/01/27) 4,746 4,946, 623 5.75%. 01/15/30 (Call 01/15/25)@® 33,055 29,204, 754
6.63%, 07/31/26 (Call 04/30/26)@® 10,878 11,642, 180 6.50%, 02/01/29 (Call 02/01/24)@® 95.093 25,406, 662

Wynn Las Vegas LLC/Wynn Las Vegas Capital Corp. 7.50%, 04/01/28 (Call 04/01/23)® 15,825 15, 772, 447
4.25%, 05/30/23 (Call 02/28/23) 4,893 4,917, 465 Diamond Sports Group LLC/Diamond Sports Finance Co.

5.25%, 05/15/27 (Call 02/15/27)@® 13,823 13,760,797 5.38%, 08/15/26 (Call 08/15/22)@® 15.535 18, 669, 350
5.50%, 03/01/25 (Call 12/01/24)© 27,081 27,428, 652 6.63%, 08/15/27 (Call 08/15/22) @ ® 27,164 6,423,800

Wynn Macau Ltd. Directv Financing LLC/Directv Financing Co-Obligor
4.88%, 10/01/24 (Call 10/01/22)@® 8,507 7,955,011 Inc., 5.88%. 08/15/27 (Call 08/15/23)@® 54,754 54,735,384
5.13%, 12/15/29 (Call 12/15/24) @ 14,830 12,679, 650 DISH DBS Corp.

5.50%, 01/15/26 (Call 06/15/22) @ ® 13,587 12,284,686 5.00%, 03/15/23% 19,992 20,357, 404
5.50%, 10/01/27 (Call 10/01/22)”" 10,433 9,160,696 5.25%, 12/01/26 (Call 06/01/26) 41,267 40,299, 805
5.63%, 08/26/28 (Call 08/26/23)@® 19,368 _ 16, 872, 433 5.76%, 12/01/28 (Call 12/01/27)® 37,261 35,767,415

478, 137, 081 5.88%, 11/15/24 29,457 29, 457, 000

BR - 0.2% 7.38%, 07/01/28 (Call 07/01/23)" 14,137 13,340, 845

Titan Acquisition Ltd. /Titan Co-Borrower LLC, 7.75%, 07/01/26® 30,073 30,491,517
7.75%, 04/15/26 (Call 04/15/22) @ ® 10, 323 10, 116, 540 5.13%, 06/01/29" 23,280 19,642, 500

TK Elevator U.S. Newco Inc., 5.25%, 07/15/27 Entercom Media Corp., 6.50%, 05/01/27
(Call 07/15/23) @ 22,367 22,311,083 (Call 05/01/22)@® 7,100 6,745,000

Vertical Holdco GmbH, 7.63%, 07/15/28 (Call Fertitta Entertainment LLC/Fertitta Entertainment
07/15/23) @ ® 6,510 6, 645, 896 Finance Co. Inc.

39,073,519 4.63%, 01/15/29 (Call 01/15/25) Ej 15,209 14,562, 617

B — 0. 2% 6.75%, 01/15/30 (Lall 01/15/25) 18,787 17,895, 651

FXI Holdings Inc. Gray Escrow 11 Inc.,(O(EM. 38%, 11/15/31
7.88%, 11/01/24 (Call 11/01/22)@® 8, 090 8,007, 107 (Call 11/15/26) ® 20,184 19,256,545
12.25%, 11/15/26 (Call 11/15/22) @ ® 11,200 12,019,728
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Gray Television Inc. Virgin Media Finance PLC, 5.00%, 07/15/30
4.75%, 10/15/30 (Call 10/15/25)@® 11,915 § 11,173,887 (Call 07/15/25) @® $§ 14,035 § 13,254,420
5.88%, 07/15/26 (Call 07/15/22) @® 10, 397 10, 630, 933 Virgin Media Secured Finance PLC
7.00%, 05/15/27 (Call 05/15/22) @ ® 10, 904 11, 468, 391 4.50%, 08/15/30 (Call 08/15/25)®® 13,897 13, 108, 345

iHeartCommunications Inc. 5.50%, 05/15/29 (Call 05/15/24) @ ® 20, 368 20, 355, 918
4.75%, 01/15/28 (Call 01/15/23)@® 6, 896 6,671, 880 Virgin Media Vendor Financing Notes IV DAC,

5.25%, 08/15/27 (Call 08/15/22) @® 10, 721 10, 670, 719 5.00%, 07/15/28 (Call 07/15/23) 7,483 7,141, 027

6.38%, 05/01/26 (Call 05/01/22)® 12,719 13,116, 105 VZ Secured Financing BV, 5.00%, 01/15/32

8.38%, 05/01/27 (Call 05/01/22)® 22, 539 23, 469, 181 (Call 01/15/27)@® 20,718 19, 744, 772
LCPR Senior Secured Financing DAC Ziggo Bond Co. BV

5.13%, 07/15/29 (Call 07/15/24) @ 11,838 11, 376, 318 5.13%, 02/28/30 (Call 02/15/25) @ ® 8,179 7,670, 130

6.75%, 10/15/27 (Call 10/15/22)® 19, 255 19, 818, 594 6.00%, 01/15/27 (Call 01/15/23)@® 9,526 9, 699, 254
McGraw-Hill Education Inc. Ziggo BV, 4.88%, 01/15/30 (Call 10/15/24) @ ® 15, 233 14, 640, 182

5.75%, 08/01/28 (Call 08/01/24)@® 13,705 13, 036, 881 1, 650, 294, 424

8.00%, 08/01/29 (Call 08/01/24) 9,995 9, 135, 238 S - 1.0%

News Corp. Alcoa Nederland Holding BV
3.88%, 05/15/29 (Call 05/15/24) @® 14, 487 13,877, 320 4.13%, 03/31/29 (Call 03/31/24) @ ©® 6,343 6,357, 272
5.13%, 02/15/32 (Call 02/15/27) @ ® 6, 331 6, 466, 800 5.50%, 12/15/27 (Call 06/15/23)@® 11,274 11,776, 905

Nexstar Media Inc. 6.13%, 05/15/28 (Call 05/15/23) @ ® 6. 861 7,940,518
4.75%, 11/01/28 (Call 11/01/23)@® 14, 030 13, 658, 230 Arconic Corp.

5.63%, 07/15/27 (Call 07/15/22) @® 25, 321 25, 890, 722 6.00%, 05/15/25 (Call 05/15/22) @ ® 9, 356 9,702, 172
Qu;bccor MTjia Inc./, i 75%, 01/15/23% 891 909, 678 6.13%, 02/15/28 (Call 02/15/23) @ ® 14, 040 14, 359, 000
Radiate Holdco LLC/Radiate Finance Inc. Constellium SE

4.50%, 09/15/26 (Call 09/15/23)@® 13,531 12, 874, 972 3.75%, 04/15/29 (Call 04/15/24) ©@® 7,503 6,896, 045

6.50%, 09/15/28 (Call 09/15/23)@® 14, 789 14, 049, 550 5.88%. 02/15/26 (Call 11/15/22)@® 1094 1. 106, 479
Seripps Escrow II Inc. FMG Resources August 2006 Pty Ltd.

3.88%, 01/15/29 (Call 01/15/24) @ ® 7,869 7, 390, 502 1.38%, 04/01/31 (Call 01/01/31)@® 20, 946 20,373, 127

.54 38%, 01/15/31 (Cali 01/15/26) @ ® 7,698 7,311,176 4.50%, 09/15/27 (Call 06/15/27) @ ® 10, 382 10, 407, 747
Scmzpslfscrjw i"ciy(](f)- 88%, 07/15/21 5.13%, 05/15/24 (Call 02/15/24) " 9, 495 9,784, 657

Call 07/15/22) 8, 328 8,320, 671 Freeport-McMoRan Inc.

Sinelair Television Group Inc. 4.38%, 08/01/28 (Call 08/01/23) 1,450 1,473,228
4.13%, 12/01/30 (Call 12/01/25)“® 11,179 10, 029, 985 4.63%, 08/01/30 (Call 08/01/25)® 678 698, 274
5.13%, 02/15/27 (Call 08/15/22) @® 5,553 5,067, 095 0 : ®
5.50%, 03/01/30 (Call 12/01/24) @ ® 6, 522 5, 767, 429 > 000/0’ 00172t (Call 09/01/22) b 20 b 267, T8

o o j » 767, 5.25%, 09/01/29 (Call 09/01/24) 810 849, 836

Sirius XM Radio Inc. Kaiser Aluminum Corp.

3.13%, 09/01/26 (Call 09/01/23) @ ® 14, 859 14,161, 247 4.50%, 06/01/31 (Call 06/01/26)@® 8,171 7,353,900

3.88%, 09/01/31 (Call 09/01/26) @ ® 22, 757 20, 979, 537 4.63%. 03/01/28 (Call 03/01/23)@® 7 311 6. 890, 618

4.00%, 07/15/28 (Call 07/15/24)@® 29, 771 28,617, 374 Novelis Corp.

4.13%, 07/01/30 (Call 07/01/25)@® 21,177 20, 016, 924 3.95%. 11/15/26 (Call 11/15/23)@® 11,955 10,720, 387

5.00%, 08/01/27 (Call 08/01/22)@® 22, 398 22, 509, 990 0 . @®

5.50%, 07/01/29 (Call 07/01/24)®® 18, 455 18, 870, 237 8596, 08/ 13/81 (Call 05/15/26) @® b0, 378 %001, 624

- ) g » 870, 4.75%, 01/30/30 (Call 01/30/25)“ 23, 133 22, 648, 049

TEGNA Inc. —_—
4.63%, 03/15/28 (Call 03/15/23)® 15, 165 15, 154, 839 . 159, 470, 626
4.75%, 03/15/26 (Call 03/15/23)@® 8, 158 8,212, 251 $i§$g§ "VO'V’

5.00%, 09/15/29 (Call 09/15/24) " 15,772 15,728,627 CDV LLC/CDY Finance Corp. )

Telenet Finance Luxembourg Notes Sarl, 3. 250&’ 02/15/29 (Call 08/15/23) 721 671,705
5.50%, 03/01/28 (Call 12/01/22)@ 14, 400 14, 418, 000 3.57%, 12/01/31 (Call 09/01/31) 790 768, 394

o A 4.25%, 04/01/28 (Call 10/01/22)® 1,011 1,002, 533

Univision Communications Inc. . o
1.50%, 05/01/29 (Call 05/01/24) @ ® 15,315 14,510, 962 Pitney Bowes Inc., 6. 88%, 03/15/27 (Call
5.13%, 02/15/25 (Call 02/15/23)® 22,270 22,428,097 03/16/24)0% . 5,399 5, 088, 557
6.63%. 06/01/27 (Call 06/01/23)@® o1 237 22, 182, 325 Xerox Corp., 4. 38%, 03/15/23 (Call 02/15/23) 13,049 13,192, 895

UPC Broadband Finco BV, 4.88%, 07/15/31 Xerox Holdings Corp. oo
(Call 07/15/26) @ 18, 855 18, 080, 374 5. oooA), 08/15/25 (Call 07/15/25) o 11,732 11, 906, 807

UPC Holding BY, 5.50%, 01/15/28 5.50%, 08/15/28 (Call 07/15/28) 11,230 11,181,471
(Call 10/15/22) @® 7,734 7,700, 486 43, 812, 362

ViacomCBS Inc., 6.25%, 02/28/57 AW AR -6.5%

(Call 02/28/27) 10, 287 10, 500, 044 Antero Resources Corp.

Videotron Ltd. 5.00%, 03/01/25 (Call 03/01/22)® 6,292 6, 368, 697
3.63%, 06/15/29 (Call 06/15/24)@® 9,039 8, 587, 050 5.38%, 03/01/30 (Call 03/01/25)@® 8,932 9,103, 271
5.13%, 04/15/27 (Call 04/15/22) @ ® 9,457 9,625, 381 7.63%, 02/01/29 (Call 02/01/24)® 7,591 8, 208, 104
5.38%, 06/15/24 (Call 03/15/24)“ 6,032 6,248, 911
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8.38%, 07/15/26 (Call 01/15/24)@® 638 $ 700, 621
Apache Corp.

4.25%, 01/15/30 (Call 10/15/29)® 9, 583 9,615,577

4.38%, 10/15/28 (Call 07/15/28)® 9,413 9,514, 098

4.63%, 11/15/25 (Call 08/15/25)® 6,577 6, 800, 892

4.88%, 11/15/27 (Call 05/15/27)® 340 348, 357
Ascent Resources Utica Holdings LLC/ARU Finance Corp.

5.88%, 06/30/29 (Call 09/01/24) @ ® 6, 400 6, 048, 000

7.00%, 11/01/26 (Call 11/01/22)® 8, 054 7,949, 379
Callon Petroleum Co.

6.13%, 10/01/24 (Call 10/01/22) 7,492 7, 476, 080

8.00%, 08/01/28 (Call 08/01/24)®® 8,963 9,275, 136
Calumet Specialty Products Partners LP/Calumet

Finance Corp., 11.00%, 04/15/25

(Call 04/15/23)@® 7,125 7, 520, 438
Chesapeake Energy Corp.

5.50%, 02/01/26 (Call 02/05/23) 7,549 7,737,725

5.88%, 02/01/29 (Call 02/05/24) @ ® 7, 352 7,592, 142
Citgo Holding Inc., 9.25%, 08/01/24

(Call 08/01/22)®® 19, 812 19, 848, 527
CITGO Petroleum Corp.

6.38%, 06/15/26 (Call 06/15/23)@® 8,998 8,928, 715

7.00%, 06/15/25 (Call 06/15/22) 17,083 17, 083, 000
CNX Resources Corp.

6.00%, 01/15/29 (Call 01/15/24)@® 7, 480 7,598, 985

7.25%, 03/14/27 (Call 03/14/22) @® 10, 191 10, 727, 047
Colgate Energy Partners IIT LLC,

5.88%, 07/01/29 (Call 07/01/24)® 9, 520 9,798, 746
Comstock Resources Inc.

5.88%, 01/15/30 (Call 01/15/25)@® 13,879 13,431, 402

6.75%, 03/01/29 (Call 03/01/24)®® 17,971 18, 307, 956

7.50%, 05/15/25 (Call 05/15/22) 943 962, 346
CrownRock LP/CrownRock Finance Inc.

5.00%, 05/01/29 (Call 05/01/24) @ ® 6, 451 6,577, 138

5.63%, 10/15/25 (Call 10/15/22) @ ® 15, 479 15, 639, 285
CVR Energy Inc.

5.25%, 02/15/25 (Call 02/15/23)@® 10, 955 10, 606, 631

5.75%, 02/15/28 (Call 02/15/23) @ ® 5, 200 4,901, 000
Endeavor Energy Resources LP/EER Finance Inc.

5.75%, 01/30/28 (Call 01/30/23) @ 13, 380 13, 831, 212

6.63%, 07/15/25 (Call 07/15/22)@® 10, 149 10, 603, 281
Energean Israel Finance Ltd.

4.50%, 03/30/24 (Call 12/30/23)®© 10, 661 10, 327, 844

4.88%, 03/30/26 (Call 12/30/25) @ 9,613 9,101, 108

5.38%, 03/30/28 (Call 09/30/27) @ 8, 640 8, 119, 008

5.88%, 03/30/31 (Call 09/30/30) @ 8,601 8,128, 977
EQT Corp.

3.13%, 05/15/26 (Call 05/15/23) @ ® 7,634 7,499, 117

3.63%, 05/15/31 (Call 05/15/30) @ ® 6, 433 6, 268, 154

3.90%, 10/01/27 (Call 07/01/27) 18, 768 18,951, 926

6.63%, 02/01/25 (Call 01/01/25) 15,072 16, 306, 492

7.50%, 02/01/30 (Call 11/01/29)® 11,114 13,261, 614
Hilcorp Energy I LP/Hilcorp Finance Co.

5.75%, 02/01/29 (Call 02/01/24) 8, 781 8,807, 826

6.00%, 02/01/31 (Call 02/01/26)®® 9, 368 9, 475, 732

6.25%, 11/01/28 (Call 11/01/23)@® 9,505 9, 682, 458
Laredo Petroleum Inc.

7.75%, 07/31/29 (Call 07/31/24) @ ® 6, 154 5, 990, 304

9.50%, 01/15/25 (Call 01/15/23)® 7,358 7, 658, 298

L
Y (HEf:T) AR
Bl AR ()
Leviathan Bond Ltd.
5.75%, 06/30/23 (Call 03/30/23) (a) (e) $ 7,284 § 17,309,252
6.13%, 06/30/25 (Call 03/30/25) (a) (e) 10, 315 10, 509, 696
6.50%, 06/30/27 (Call 12/30/26) (a) (e) 6,773 6, 947, 066
6.75%, 06/30/30 (Call 12/30/29) (a) (e) 7,341 7,441, 939
Matador Resources Co., 5.88%, 09/15/26
(Call 09/15/22) (b) 14,514 14, 731, 710
MEG Energy Corp.
5.88%, 02/01/29 (Call 02/01/24) (a) (b) 9,984 10, 094, 885
6.50%, 01/15/25 (Call 01/15/23) (a) (b) 521 529, 059
7.13%, 02/01/27 (Call 02/01/23) (a) (b) 16, 718 17, 459, 861
Moss Creek Resources Holdings Inc.
7.50%, 01/15/26 (Call 01/15/23) (a) (b) 10, 408 9, 226, 692
10.50%, 05/15/27 (Call 05/15/22) (a) (b) 7, 340 6,917, 950
Murphy 0il Corp.
5.75%, 08/15/25 (Call 08/15/22) (b) 9,185 9,373, 375
5.88%, 12/01/27 (Call 12/01/22) (b) 7,619 7,770, 999
6.38%, 07/15/28 (Call 07/15/24) 7,279 7,555, 545
6.88%, 08/15/24 (Call 08/15/22) (b) 790 800, 325
Nabors Industries Inc.
5.75%, 02/01/25 (Call 11/01/24) (b) 9,709 9,316, 271
7.38%, 05/15/27 (Call 05/15/24) (a) 10, 920 11, 315, 031
Nabors Industries Ltd.
7.25%, 01/15/26 (Call 07/15/22) (a) (b) 7,845 7,648, 875
7.50%, 01/15/28 (Call 01/15/23) (a) 873 835, 898
Occidental Petroleum Corp.
2.70%, 02/15/23 (Call 11/15/22) 676 676, 000
2.90%, 08/15/24 (Call 07/15/24) 18, 141 18, 201, 063
3.00%, 02/15/27 (Call 11/15/26) (b) 8, 584 8,410, 174
3.20%, 08/15/26 (Call 06/15/26) (b) 11, 862 11, 853, 104
3.40%, 04/15/26 (Call 01/15/26) 11,271 11, 302, 904
3.50%, 06/15/25 (Call 03/15/25) 831 848, 659
3.50%, 08/15/29 (Call 05/15/29) (b) 21,431 21, 323, 845
5.50%, 12/01/25 (Call 09/01/25) 10, 333 11, 104, 875
5.55%, 03/15/26 (Call 12/15/25) (b) 15, 954 17, 145, 764
5.88%, 09/01/25 (Call 06/01/25) 13, 440 14, 460, 208
6.13%, 01/01/31 (Call 07/01/30) (b) 18, 861 21, 446, 843
6.38%, 09/01/28 (Call 03/01/28) (b) 8,975 10, 148, 145
6.63%, 09/01/30 (Call 03/01/30) (b) 22, 989 26, 787, 472
6.95%, 07/01/24 7,610 8, 261, 036
7.50%, 05/01/31(b) 12, 596 15, 324, 608
7.88%, 09/15/31 6,842 8, 481, 685
8.00%, 07/15/25 (Call 04/15/25) 6, 957 7,859, 897
8.50%, 07/15/27 (Call 01/15/27) (b) 7,119 8,574, 836
8.88%, 07/15/30 (Call 01/15/30) (b) 15, 833 20, 390, 212
Parkland Corp.
4.50%, 10/01/29 (Call 10/01/24) (a) (b) 11,318 10, 691, 338
4.63%, 05/01/30 (Call 05/01/25) (a) (b) 12,110 11, 447, 986
5.88%, 07/15/27 (Call 07/15/22) (a) 7,254 7,373, 691
PBF Holding Co. LLC/PBF Finance Corp.
6.00%, 02/15/28 (Call 02/15/23) 10, 574 7,765, 281
7.25%, 06/15/25 (Call 06/15/22) 10, 980 9, 223, 200
9.25%, 05/15/25 (Call 05/15/22) (a) (b) 16, 851 17, 145, 892
PDC Energy Inc., 5.75%, 05/15/26
(Call 05/15/22) (b) 685 694, 806
Puma International Financing SA
5.00%, 01/24/26 (Call 03/21/22) (a) 9,945 9,716, 420
5.13%, 10/06/24 (Call 03/21/22) (a) 8, 681 8, 494, 793
Range Resources Corp.
4.75%, 02/15/30 (Call 02/15/25) (a) (b) 1,370 1,340, 888
4.88%, 05/15/25 (Call 02/15/25)® 11, 159 11, 305, 518
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5.00%, 08/15/22 (Call 05/15/22) 4,473 $ 4,478,591 Ball Corp.
5.00%, 03/15/23 (Call 12/15/22) 4,692 4,744, 785 2.88%, 08/15/30 (Call 05/15/30) $ 19, 689 17, 962, 275
8.25%, 01/15/29 (Call 01/15/24)® 9,537 10, 441, 942 3.13%, 09/15/31 (Call 06/15/31) " 11, 540 10, 598, 221
SM Energy Co. 4.00%, 11/15/23® 14, 555 14, 959, 083
6.50%, 07/15/28 (Call 07/15/24) 6,924 7,097, 100 4.88%, 03/15/26 (Call 12/15/25)" 11, 598 12, 133, 142
6.63%, 01/15/27 (Call 01/15/23) 5,136 5,213, 040 5.25%, 07/01/25 13,927 14, 788, 026
6.75%, 09/15/26 (Call 09/15/22)® 7,073 7,168, 403 Berry Global Inc.
10.00%, 01/15/25 (Call 06/17/22) 6,520 7,132, 880 4.50%, 02/15/26 (Call 02/15/23) @ 841 842, 682
Southwestern Energy Co. 5.63%, 07/15/27 (Call 07/15/22)® 7,081 7,238, 425
4.75%, 02/01/32 (Call 02/01/27)® 16, 732 16, 734, 440 Crown Americas LLC/Crown Americas Capital
5.38%, 02/01/29 (Call 02/01/24)® 9, 592 9,862, 117 Corp. V, 4.25%, 09/30/26 (Call
5.38%, 03/15/30 (Call 03/15/25)® 17, 792 18, 370, 240 03/31/26) 6,177 6, 319, 900
5.95%, 01/23/25 (Call 10/23/24) " 3,124 3,271, 368 Crown Americas LLC/Crown Americas Capital
7.75%, 10/01/27 (Call 10/01/22)® 5, 299 5,590, 445 Corp. VI, 4.75%, 02/01/26 (Call
Sunoco LP/Sunoco Finance Corp. 02/01/23) @ 13,001 13, 223, 494
4.50%, 05/15/29 (Call 05/15/24)® 11,195 10, 697, 382 Flex Acquisition Co. Inc.
4.50%, 04/30/30 (Call 04/30/25)® 12, 492 11, 950, 160 6.88%, 01/15/25 (Call 04/08/22) @ ® 9, 509 9,521,718
5.88%, 03/15/28 (Call 03/15/23)® 7,479 7,635, 280 7.88%, 07/15/26 (Call 07/15/22) @ 7,461 7,710,570
6.00%, 04/15/27 (Call 04/15/22) " 7,724 7,960, 731 Graphic Packaging International LLC,
Transocean Guardian Ltd., 5.88%, 01/15/24 (Call 3.50%, 03/15/28 " 6, 000 5,748, 375
07/15/22) @ 5, 268 5,963, 221 Graphic Packaging International LLC.,
Transocean Inc. 3.75%, 02/01/30 (Call 08/01/29)®® 6, 231 5,928, 859
7.25%, 11/01/25 (Call 11/01/22)® 6,216 4,809, 630 LABL Inc.
7.50%, 01/15/26 (Call 01/15/23)® 7,521 5, 828, 775 5.88%, 11/01/28 (Call 11/01/24)® 6,831 6, 538, 292
8.00%, 02/01/27 (Call 02/01/23)@® 8, 592 6, 358, 080 6.75%, 07/15/26 (Call 07/15/22) @ 10, 149 10, 172, 909
11.50%, 01/30/27 (Call 07/30/23) @ 10, 103 10, 103, 000 8.25%, 11/01/29 (Call 11/01/24) @ ® 6, 506 6, 006, 664
Transocean Pontus Ltd., 6.13%, 08/01/25 10.50%, 07/15/27 (Call 07/15/22) @ 9,217 9,491, 845
(Call 08/01/22) 4,515 4, 469, 568 Mauser Packaging Solutions Holding Co.
Transocean Poseidon Ltd., 6.88%, 02/01/27 (Call 5.50%, 04/15/24 (Call 04/15/22) @ ® 20, 990 20, 885, 050
02/01/23) @® 7,426 7,237, 059 7.25%, 04/15/25 (Call 04/15/22) @ ® 20, 459 20, 101, 223
Transocean Sentry Ltd., 5.38%, 05/15/23 01 European Group BV, 4.75%, 02/15/30
(Call 05/16/22) @ 3,834 3,726, 839 (Call 11/15/24) @ 6,552 6, 335, 784
Vine Energy Holdings LLC, 6.75%, 04/15/29 (Call Owens-Brockway Glass Container Inc.
04/15/24) @ 6, 594 6,971,177 5.88%, 08/15/23@® 7,907 8, 108, 000
1. 090, 084, 471 6. 63%, 05/13{27 (Call 05/15/23) “‘“‘”. 10, 372 10, 748, 633
FH - TRAF—ER - 0.5% Pactiv Evergreen Group Issuer Inc./Pactiv
. Evergreen Group Issuer LLC/Reynolds
Archrock Partners LP/Archrock Partners Finance Corp. o
6.25%, 04/01/28 (Call 04/01/23)@® 12, 088 12, 118, 220 Gro, 4. 00@,{101)1(5“/27
6.88%, 04/01/27 (Call 04/01/22)@® 7,205 7,398, 238 (Call 10/15/23) _ 15, 181 14,055, 784
USA Compression Partners LP/USA Compression Pact{x’ Evergreen Group Issuer LLC/Pactiv
Finance Corp. Evergreen Group Issuer [r(];:., 4.38%,
6.88%, 04/01/26 (Call 04/01/22) 9,969 10, 013, 661 Sealig/j\i’izgor(ia“ 10/15/24) 7,060 6,521, 675
o : .
wcatﬁéficﬁ:i ?2{3@;55:?&3{01/22) 12,085 12,100, 106 4.00%, 12/01/27 (Call 09/01/27)® 7,846 7,804, 819
6.50%, 09/15/28 (Call 09/15/24) @ ® 7,153 7,390, 328 5‘}3?” 12/01/?4 (C‘a“ 09/01/24) zj:: 4, 3}3 4,473, 3?6
8.63%, 04/30/30 (Call 10/30/24) © 24,173 24,529, 310 ; ;Z; gg;féjé; Eéa” gé;?;g;; " ; ;;? Z ‘:Zg Zf;
11.00%, 12/01/24 (Call 12/01/22)@® 1,285 1,332,099 Silga;w HO‘I”dingS Ine. 4513%) 02/01/98 > > 209
74,881,962 (Call 10/01/22)® 8, 621 8, 447, 268
Bk - AR - 2.3% Trivium Packaging Finance BV
Ardagh Metal Packaging Finance USA LLC/Ardagh 5.50%, 08/15/26 (Call 08/15/22) 15, 836 15,956, 251
Metal Packaging Finance PLC 8.50%, 08/15/27 (Call 08/15/22) @® 9, 886 10, 136, 116
3.25%, 09/01/28 (Call 05/15/24)® 8, 093 7,610, 253 T %0 10325
4.00%, 09/01/29 (Call 05/15/24)@® 15, 704 14,727, 211 EXR - 4.1% T
Arda);:CPackaglng Finance PLC/Ardagh Holdings USA Adaptheal th LLC
4. 15%, 08/15/26 (Call 08/15/22) @® 19, 129 18, 508, 901 4 ngA’ 08/01/29 (Call 02/01/24) fjt L 0,995,219
5.25%, 04/30/25 (Call 04/30/22) 9, 442 9,554, 124 Bausihlf[;:itgggziﬁgaicﬁi 03/01/25) 9419 8,752,637
= om0, £ jom (e o) @ ®) ; .
5.25%, 08/15/27 (Call 08/15/22) 27,033 25,644,791 8.50%, 01/31/27 (Call 07/31/22)®® 25, 869 26, 231, 166
9.25%, 04/01/26 (Call 04/01/22) @ ® 21, 540 22,292, 823
Bausch Health Companies Inc.
4.88%, 06/01/28 (Call 06/01/24)@® 23, 787 22, 869, 535
5.00%, 01/30/28 (Call 01/30/23)® 18, 502 15,513, 940
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5.00%, 02/15/29 (Call 02/15/24) @ ® 15, 065 12, 183, 065 Cheniere Energy Inc., 4.63%, 10/15/28
5.25%, 01/30/30 (Call 01/30/25)@® 17, 838 14, 393, 595 (Call 10/15/23)® $ 29,563 $ 30, 132, 088
5.25%, 02/15/31 (Call 02/15/26) 14,849 11, 804, 955 Cheniere Energy Partners LP
5.50%, 11/01/25 (Call 11/01/22)®@® 25, 843 25, 875, 304 3.25%, 01/31/32 (Call 01/31/27)@® 17, 861 16, 775, 944
5.75%, 08/15/27 (Call 08/15/22)@® 8, 743 8, 736, 939 4.00%, 03/01/31 (Call 03/01/26)" 22,050 21,733,951
6.13%, 04/15/25 (Call 03/15/22)@® 43, 489 43, 940, 838 4.50%, 10/01/29 (Call 10/01/24)® 22, 359 22,771, 076
6.13%, 02/01/27 (Call 02/01/24)® 6, 095 6, 144, 979 CQP Holdeo LP/BIP-V Chinook Holdco LLC,
6.25%, 02/15/29 (Call 02/15/24) “ 21,826 18, 610, 157 5.50%, 06/15/31 (Call 06/15/26)“ 20, 844 20, 717, 200
7.00%, 01/15/28 (Call 01/15/23)@® 11, 222 10, 218, 332 Crestwood Midstream Partners LP/Crestwood
7.25%, 05/30/29 (Call 05/30/24) 10, 475 9, 165, 206 Midstream Finance Corp.
9.00%, 12/15/25 (Call 12/15/22)® 22, 959 23, 795, 546 5.63%, 05/01/27 (Call 05/01/22) @ 8,741 8, 736, 265

Elanco Animal Health Inc. 5.75%, 04/01/25 (Call 04/01/22)® 4,773 4,837, 091
5.77%, 08/28/23 (Call 07/28/23) 8, 764 9,031, 971 6.00%, 02/01/29 (Call 02/01/24)®® 10, 497 10, 558, 827
6.40%, 08/28/28 (Call 05/28/28) " 11,774 12,704, 735 DCP Midstream Operating LP

Endo Dac/Endo Finance LLC/Endo Finco Inc. 3.25%, 02/15/32 (Call 08/15/31)" 6,128 5,730,011
6.00%, 06/30/28 (Call 06/30/23) @ ® 18,718 12, 353, 880 3.88%, 03/15/23 (Call 12/15/22)® 3,215 3, 252, 564
9.50%, 07/31/27 (Call 07/31/23)@® 12, 563 12, 248, 925 5.13%, 05/15/29 (Call 02/15/29) 9,937 10, 477,945

Endo Luxembourg Finance Co. I Sarl/Endo U.S. 5.38%, 07/15/25 (Call 04/15/25) 12, 388 13,119,511
Inc., 6.13%, 04/01/29 5.63%, 07/15/27 (Call 04/15/27) 9,251 9,905, 647
(Call 04/01/24) @® 18, 050 17, 125, 502 5.85%, 05/21/43 (Call 05/21/23)@®© 6,261 5, 860, 745

Herbalife Nutrition Ltd. /HLF Financing Inc., DT Midstream Inc.

7.88%, 09/01/25 (Call 09/01/22)® 9,022 9, 439, 268 4.13%, 06/15/29 (Call 06/15/24)® 15, 867 15,459, 615

HLF Financing Sarl LLC/Herbalife 4.38%, 06/15/31 (Call 06/15/26) 14, 902 14, 498, 110
International Inc., 4.88%, 06/01/29 EnLink Midstream Partners LP
(Call 06/01/24) @ ® 9, 466 8,703, 311 4.15%, 06/01/25 (Call 03/01/25)® 10, 760 10, 811, 409

Jazz Securities DAC, 4.38%, 01/15/29 4.40%, 04/01/24 (Call 01/01/24)® 5,205 5,281, 448
(Call 07/15/24) @® 22,976 29, 755, 201 4.85%, 07/15/26 (Call 04/15/26) 8, 754 8,932, 363

Organon & Co. /Organon Foreign Debt EQM Midstream Partners LP
Co-TIssuer BV 4.00%, 08/01/24 (Call 05/01/24) 6, 468 6,362, 178
4.13%, 04/30/28 (Call 04/30/24)@® 30, 041 29, 545, 591 4.13%, 12/01/26 (Call 09/01/26) 6, 204 5,950, 218
5.13%, 04/30/31 (Call 04/30/26) “® 30, 424 30, 254, 450 4.50%, 01/15/29 (Call 07/15/28) @ ® 11,715 10, 938, 881

Par Pharmaceutical Inc., 7.50%, 04/01/27 4.75%, 07/15/23 (Call 06/15/23) " 5, 863 5, 864, 349
(Call 04/01/22) @ ® 29, 204 29, 212, 761 4.75%, 01/15/31 (Call 07/15/30) @ ® 16, 457 15, 480, 381

Perrigo Finance Unlimited Co. 5.50%, 07/15/28 (Call 04/15/28)® 12,340 12,114,918
3.90%, 12/15/24 (Call 09/15/24) 8, 855 8, 832, 005 6.00%, 07/01/25 (Call 04/01/25) 10, 207 10, 416, 881
3.90%, 06/15/30 (Call 03/15/30) 12, 231 11, 157,918 6.50%, 07/01/27 (Call 01/01/27)@® 14,035 14, 664, 002
4.38%, 03/15/26 (Call 12/15/25)" 9,922 9,910, 976 Genesis Energy LP/Genesis Energy Finance Corp.

Prestige Brands Inc. 6.50%, 10/01/25 (Call 10/01/22)® 8,763 8,614, 029
3.75%, 04/01/31 (Call 04/01/26) @ 8, 747 8, 034, 863 7.75%, 02/01/28 (Call 02/01/23) " 10, 421 10, 288, 132
5.13%, 01/15/28 (Call 01/15/23)@® 6,375 6,412, 006 8.00%, 01/15/27 (Call 01/15/24) 15, 094 15, 308, 382

Teva Pharmaceutical Finance Netherlands Hess Midstream Operations LP
111 BY 4.25%, 02/15/30 (Call 02/15/25)® 12,393 11,934, 872
2.80%, 07/21/23% 22,339 21,907, 857 5.13%, 06/15/28 (Call 06/15/23) @ ® 7,269 7,418, 378
3.15%, 10/01/26% 49, 489 45, 016, 060 5.63%, 02/15/26 (Call 02/15/23)@® 10, 200 10, 445, 757
4.75%, 05/09/27 (Call 02/09/27) " 15,923 15, 341, 147 ITT Holdings LLC, 6.50%, 08/01/29
5.13%, 05/09/29 (Call 02/09/29)® 14, 881 14, 261, 994 (Call 08/01/24) @® 17,184 16,102, 439
6.00%, 04/15/24 (Call 01/15/24)® 19, 238 19, 580, 436 New Fortress Energy Inc.

6.75%, 03/01/28 (Call 12/01/27) 17,895 18,771, 855 6.50%, 09/30/26 (Call 03/31/23)“® 21,318 20, 418, 380

7.13%, 01/31/25 (Call 10/31/24)® 13,946 14, 643, 300 6.75%, 09/15/25 (Call 09/15/22) @ ® 18,230 17,523, 405

674, 771, 248 NGL Energy Operating LLC/NGL Energy Finance
RAFFAY - 5.1% Corp., 7.50%, 02/01/26 (Call 02/01/23)® 29, 767 29, 850, 348
Antero Midstream Partners LP/Antero Midstream NGL Energy Partners LP/NGL Energy Finance
- 0 b)
Finance Corp. Corp., 7.50%, 11/01/23 (Call 04/08/22)° 8,007 7,704, 870
o . (@) (b) NuStar Logistics LP

2‘ 32;” gg%fﬁ? Eéaﬁ 06/15/24) @® 10, 863 10,917, 632 5.63%, 04/28/27 (Call 01/28/27)© 8, 446 8, 436, 757

. 75%, all 03/01/22) 9,995 10, 180, 307 o

5.75%. 01/15/28 (Call 01/15/23)@® 9,940 10, 087, 168 5.75%, 10/01/25 (Call 07/01/25) 9,633 10, 018, 320

’ ’ ’ ’ [

7.88%. 05/15/26 (Call 05/15/23) 6 287 6747, 791 6. oooA,, 06/01/26 (Call 03/01/26) N 7,018 7, 130, 288

Buckeye Partners LP . kg 38E/o, 10/0}1)(301FCa1]{L84/01/30) 8, 630 8, 720, 902

0, b > “ opY (b) P p ockies Express Pipeline
T S A I Y Sy T s oims
413%, 12/01/27 (Call 09/01/27)® 5. 542 5. 234, 245 4.95%, 07/15/29 (Call 04/15/29)“ 7,297 7, 080, 279
4.15%, 07/01/23 (Call 04/01/23) 6,971 7,033, 181
4.50%, 03/01/28 (Call 12/01/27)®® 7,179 6, 820, 050
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Tallgrass Energy Partners LP/Tallgrass Energy Iron Mountain Inc.

Finance Corp. 4.50%, 02/15/31 (Call 02/15/26) @ ® § 15,978 $ 14,959, 689
5.50%, 01/15/28 (Call 01/15/23)®® 10, 634 10, 132, 644 4.88%, 09/15/27 (Call 09/15/22)“® 15, 090 15, 083, 430
6.00%, 03/01/27 (Call 03/01/23)@® 6,935 6, 965, 264 4.88%, 09/15/29 (Call 09/15/24)® 14,715 14, 256, 791
6.00%, 12/31/30 (Call 12/31/25)® 11, 422 10, 986, 277 5.00%, 07/15/28 (Call 07/15/23)@® 7,338 7, 295, 806
6.00%, 09/01/31 (Call 09/01/26) @ ® 7,142 6, 805, 872 5.25%, 03/15/28 (Call 12/27/22)@® 12, 542 12, 562, 460
7.50%, 10/01/25 (Call 10/01/22)® 6,574 6,902, 991 5.25%, 07/15/30 (Call 07/15/25)@® 19, 152 19, 007, 402

Targa Resources Partners LP/Targa Resources 5.63%, 07/15/32 (Call 07/15/26) @ ® 8,317 8,202,413
Partners Finance Corp. Iron Mountain Information Management Services
4.00%, 01/15/32 (Call 07/15/26) 13,869 13, 749, 449 Inc., 5.00%, 07/15/32
4.88%, 02/01/31 (Call 02/01/26)® 13,618 14, 037, 605 (Call 07/15/27) 11,173 10, 642, 282
5.00%, 01/15/28 (Call 01/15/23)® 7,933 8, 189, 236 iStar Inc.

5.38%, 02/01/27 (Call 02/01/23)® 6, 967 7,167, 301 4.25%, 08/01/25 (Call 05/01/25)" 7,116 7,099, 491
5.50%, 03/01/30 (Call 03/01/25)® 13, 756 14, 581, 360 4.75%, 10/01/24 (Call 07/01/24)" 11, 242 11, 353, 717
5.88%, 04/15/26 (Call 04/15/22) " 17, 157 17, 714, 603 5.50%, 02/15/26 (Call 08/15/22) " 6, 462 6,584, 531
6.50%, 07/15/27 (Call 07/15/22)© 13, 065 13, 848, 900 Ladder Capital Finance Holdings LLLP/Ladder

6.88%, 01/15/29 (Call 01/15/24) 6, 967 7,576,613 Capital Finance Corp.

Venture Global Calcasieu Pass LLC 4.25%, 02/01/27 (Call 02/01/23)“ 9, 085 8, 866, 960
3.88%, 11/01/33 (Call 05/01/33)@® 18, 503 17, 768, 523 4.75%, 06/15/29 (Call 06/15/24) @® 10,038 9,671, 613
3.88%, 08/15/29 (Call 02/15/29) @® 17,613 17, 239, 825 MGM Growth Properties Operating Partnership
4.13%, 08/15/31 (Call 02/15/31) @ 17,944 17, 764, 560 LP/MGP Finance Co-Issuer Inc.

Western Midstream Operating LP 3.88%, 02/15/29 (Call 11/15/28)“® 12,120 12, 200, 979
3.60%, 02/01/25 (Call 01/01/25) 12, 041 12,071, 103 4.50%, 09/01/26 (Call 06/01/26)® 6,067 6,208, 134
3.95%, 06/01/25 (Call 03/01/25) 1,374 1, 390, 340 4.63%, 06/15/25 (Call 03/15/25) 10, 797 11, 107, 414
4.50%, 03/01/28 (Call 12/01/27) 6,052 6, 257, 526 5.63%, 05/01/24 (Call 02/01/24)® 16, 954 17, 654, 700
4.65%, 07/01/26 (Call 04/01/26)® 6, 806 7,049, 469 5.75%, 02/01/27 (Call 11/01/26) 11, 265 12, 188, 379
4.75%, 08/15/28 (Call 05/15/28)® 5,070 5,274,701 MPT Operating Partnership LP/MPT Finance Corp.

5.30%, 02/01/30 (Call 11/01/29)® 17, 545 18, 081, 000 3.50%, 03/15/31 (Call 03/15/26) 19, 180 18,078, 109
m 4.63%, 08/01/29 (Call 08/01/24) " 12, 552 12, 657, 741

RBE - 0.6% 5.00%, 10/15/27 (Call 10/15/22) " 22, 087 22, 529, 250

Howard Hughes Corp. (The) 5.25%, 08/01/26 (Call 08/01/22) _ 5,874 6,013,508
4.13%, 02/01/29 (Call 02/01/24)® 8,981 8,507,028 Park Intermediate Hol(»imgs LLC/PK Domestic
4.38%, 02/01/31 (Call 02/01/26)®® 9, 652 9,116, 686 Property LLC/PK Finance Co-lssuer o .
5.38%. 08/01/28 (Call 08/01/23)® 11176 11, 295, 136 4.88%, 05/15/29 (Call 05/15/24) o 12, 442 11,989, 422

Kennedy-Wi Lson Tnc. 5.88%, 10/01/28 (Call 10/01/23) :)(b) 9, 804 9,984, 198
4.75%, 03/01/29 (Call 03/01/24)® 8,527 8, 324, 839 7. 50%, 06/01(25 (Call 06{01/22) ) 6,776 7, 081, 513
4.75%, 02/01/30 (Call 09/01/24)® 9,214 8,810, 888 RHP Hotel Properties LP/RHP Finance f?ﬂ’

5.00%. 03/01/31 (Call 03/01/26)® 0110 8 005, 843 4.50%, 02/15/29 (Call 02/15/24) 8,413 8,028, 973
4.75%, 10/15/27 (Call 10/15/22) 10, 445 10, 238, 239
Realogy Group LLC/Realogy Co-Issuer Corp. !
4.88%, 06/01/23 (Call 03/01/23)®® 3,791 3, 882, 867 RLJ Lodging Trust LP oo
5.95%. 04/15/30 (Call 01/15/25)® 15, 005 14,326, 024 3. 750&, 07/01/26 (Call 07/01/23) o 7,371 7,154, 938
5. 75%. 01/15/20 (Call 01/15/24)@® 12,735 12,501,731 4. ooA),. 09/15/29 (Call 09/15/24) © 7, 444 7,011,178

- . SBA Communications Corp.

WeWork Companies Inc.,

7.88%, 05/01/250® 9,734 8,812, 190 3.13%, 02/01/29 (Call 02/01/24) 22, 803 21,122, 419

Wellork Companies LLC/WW Co-Obligor Inc., . 3. 88;A,, oz@s/zi (C:H 02/15/23) 21, 393 21, 344, 224

o, (@ (b) Service Properties Trus
5.00%, 07/10/25 (Call 04/10/25) 8, 300 6,972, 000 3.95%, 0L/15/28 (Call 07/15/27)® 5,65 4,033, 677
101, 545, 232 4.35%, 10/01/24 (Call 09/01/24) 12, 636 12, 111, 606

FRIERRET - 4.1% 4.38%, 02/15/30 (Call 08/15/29) " 6,227 5, 417, 490

Brookfield Property REIT Inc./BPR Cumulus 4.50%, 06/15/23 (Call 12/15/22) 5,116 5, 057, 920
LLC/BPR Nimbus LLC/GGSI Sellco LL 4.75%, 10/01/26 (Call 08/01/26) 6, 841 6, 326, 625
4.50%, 04/01/27 (Call 10/01/23)®® 11, 204 10, 440, 940 4.95%, 02/15/27 (Call 08/15/26) 5,706 5,302, 072
5.75%, 05/15/26 (Call 05/15/22) @ 13, 824 13, 668, 480 4.95%, 10/01/29 (Call 07/01/29) 6, 402 5,777, 850

Diversified Healthcare Trust 5.50%, 12/15/27 (Call 09/15/27) 7,235 7,064, 465
4.38%, 03/01/31 (Call 09/01/30) " 7,225 6,241, 232 7.50%, 09/15/25 (Call 06/15/25)® 11,457 12, 055, 873
4.75%, 02/15/28 (Call 08/15/27)® 7,305 6, 620, 638 Starwood Property Trust Inc.

9.75%, 06/15/25 (Call 06/15/22) 14, 955 15, 823, 458 3.63%, 07/15/26 (Call 01/15/26) @ 4,131 3,930, 404

HAT Holdings I LLC/HAT Holdings IT LLC 3.75%, 12/31/24 (Call 09/30/24) 4,255 4,169, 941
3.38%, 06/15/26 (Call 03/15/26) " 12,614 12,009, 048 4.38%, 01/15/27 (Call 07/15/26) 8, 856 8,593, 270
6.00%, 04/15/25 (Call 04/15/22)@® 6, 351 6, 538, 355 4.75%, 03/15/25 (Call 09/15/24) ® 3,292 8, 390, 445
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Uniti Group LP/Uniti Fiber Holdings Inc./CSL LCM Investments Holdings II LLC,

Capital LLC 4.88%, 05/01/29 (Call 05/01/24)@® $ 14,796 § 14, 105, 944
6.00%, 01/15/30 (Call 01/15/25)@® 10,564 § 9, 401, 960 Lithia Motors Inc.
7.88%, 02/15/25 (Call 02/15/23) 33,807 35,212,019 3.88%, 06/01/29 (Call 06/01/24)“® 11,507 11, 334, 395

Uniti Group LP/Uniti Group Finance Inc./CSL 4.38%, 01/15/31 (Call 10/15/25)@® 8,963 9,062, 751
Capital LLC 4.63%, 12/15/27 (Call 12/15/22)@® 4,471 4,575,017
4.75%, 04/15/28 (Call 04/15/24)@® 7,420 7,056, 272 Macy’s Retail Holdings LLC
6.50%, 02/15/29 (Call 02/15/24) @ ® 16, 680 15, 522, 129 2.88%, 02/15/23 (Call 11/15/22)® 5,593 5,593, 000

VICT Properties LP/VICI Note Co. Inc. 3.63%, 06/01/24 (Call 03/01/24)® 923 943, 721
3.50%, 02/15/25 (Call 02/15/23)®® 12, 652 12, 681, 606 5.88%, 04/01/29 (Call 04/01/24)“® 6,592 6, 740, 320
3.75%, 02/15/27 (Call 02/15/23)@® 11,361 11, 294, 688 Michaels Companies Inc (The)

4.13%, 08/15/30 (Call 02/15/25)@® 13, 760 13, 681, 462 5.25%, 05/01/28 (Call 11/01/23)@® 11,876 11, 170, 800
4.25%, 12/01/26 (Call 12/01/22)® 21,201 21, 430, 993 7.88%, 05/01/29 (Call 05/01/24) @ ® 19, 377 16, 845, 792
4.63%, 12/01/29 (Call 12/01/24)®® 13,244 13, 537, 634 Murphy 0il USA Inc.

XHR LP 3.75%, 02/15/31 (Call 02/15/26) @ ® 6, 996 6, 520, 381
4.88%, 06/01/29 (Call 06/01/24)“ 6,374 6,210, 780 4.75%, 09/15/29 (Call 09/15/24) " 6, 666 6, 683, 255
6.38%, 08/15/25 (Call 08/15/22)®® 7, 140 7,370,916 MG Holding Co. Inc./Neiman Marcus Group LLC,

m 7.13%, 04/01/26 (Call 04/01/23)® 15, 982 16, 453, 469

NS - 4.1% Nordstrom Inc.

. 4.25%, 08/01/31 (Call 05/01/31)® 5,592 5,009, 481

1011;7205/2’ Uggﬁ;%gcitgﬂlaggj1;‘;4) W 10124 0,504,036 1.38%, 01/01/30 (Call 01/01/30) 7,790 7,109, 933
3.88%, 01/15/28 (Call 09/15/22) 23,041 22, 553, 024 Penske ";‘“’"“’me Group Inc. o
£00%, 10/15/30 (Call 10/15/25) 41797 38,600, 979 3. 500/0, 09/01/25 (Call 09/01/22) N 7,943 7,856, 785
4.38%, 01/15/28 (Call 11/15/22)@® 11,712 11, 492, 400 . LS& 7? AI’ 0%1‘%29 fcsn Oﬁ/li/“) 7,340 6,853,725

o, (@) () etSmar nc. /PetSmar inance Corp.

/\shui}l?lﬁémgfg\l{i/iioiia%rlxc?4/15/22) 8,072 REEER e 4.75%, 02/15/?8 (({all o?/15/24) ;jzz) 18,61‘9 18, 572, 452
14.50%, 03/01/28 (Call 03/01/23) 3,759 3,608, 185 7.75%, 02/15/29 (Call 02/15/24) 16, 367 17,207, 491
4.63%, 11/15/29 (Call 11/15/24) @® 12, 832 12, 546, 6388 ave I“C'u :

4.75%, 03/01/30 (Call 03/01/25)® 7,145 6, 955, 695 4. %f 03/15/23 " 9, 080 9,210,977
5.00%, 02/15/32 (Call 11/15/26)@® 8 542 8 335 184 4.38%, 09/01/28 (Call 06/01/28) N 7,070 6, 420, 479

Bath & Body Works Inc. 4.45%, 02/15/25 (Call 11/15/24) N 9,004 8,920, 555
5.25%. 02/01/28 7,264 7,562,914 4,752/0, 02/15/27(‘”<Ca11 11/15/26) 9, 490 8,918, 569
6.63%, 10/01/30 (Call 10/01/25)@® 14, 995 16, 206, 209 Rite“}\?i/&rz‘*/m/“ 7,943 8, 088, 580

o ; .
; ggoﬁ g%é?;;g@fcdn 06/15/24) 6 2?2 7312 g?g 7.50%, 07/01/25 (Call 07/01/22) ?‘“"j 9, 206 8,812, 041

Carvana Co. . 8 20%, 1}/15126 (Call 01/15/23)@® 12, 350 11,772,823

0, (@) (b) onic Automotive Inc.
f fﬁoﬁ gif?ifii EEZH 2%?;;?3 @ ® 12 223 g gz; égz 4.63%, 11/15/29 ((‘:all 11/15/24‘) :3“) 9,71‘1 9,214, 331
5. 63%. 10/01/25 (Call 10/01/22)@® 7 937 6 923, 667 488% 11»/15/31 (Call 11/15/26) 6, 866 6, 488, 370
5.88%, 10/01/28 (Call 10/01/23)@® 8,021 7,158, 743 SRS Distribution Inc. oo

G Global Finance PLC 4.63%, 07/01/28 (Call 07/01/24) :W 9, 255 8, 885, 494
6.75%, 02/07/25 (Call 05/15/22) @ ® 11, 471 11, 483, 905 6. oozA), 12/01/29 (Call 12/01/24) ;@ 12,636 11, 941, 020
8.50%, 10/30/25 (Call 10/30/22) 8,706 8,837, 681 ) 6. {3 A’" 07/01/29 (Call 07/01/24) 6,512 6,205, 676

Ferrellgas LP/Ferrellgas Finance Corp. Staples im' “

5.38%, 04/01/26 (Call 04/01/23)® 9, 388 8, 824, 720 30535/3/ Ogi}‘:’g;(ig“ 04/15/2?) oo 29,126 28,760, 469
5.88%, 04/01/29 (Call 04/01/24) 12, 143 11, 110, 845 - 157, ‘ all 04/15/22) 15,138 14,116, 185

FirstCash Ine. Suburl?an Propane Partners LP/Suburban Energy
4.63%, 09/01/28 (Call 09/01/23)@® 8,327 7,858, 606 Finance Corp., i.)oo%, 06/01/31
5.63%, 01/01/30 (Call 01/01/25)@ 7,170 7,113, 548 (Call 06/01/26) 8,841 8, 487, 452

Gap Inc. (The) Yum! Brazds Inc. .

3.63%, 10/01/29 (Call 10/01/24) @® 11,152 10, 092, 560 8.63%, 03/15/31 (Call 12/15/30) » 14, 485 13, 543, 475
3.88%. 10/01/31 (Call 10/01/26)®® o, 098 8 056, 808 4.63%, 01/31/32 (9311 10/01/26) v 17,311 17, 155, 597

IRB Holding Corp. 4.75%, 01/15/30 (Call 10/15/29) o 13, 158 13, 394, 736
6.75%, 02/15/26 (Call 02/15/23) @ ® 8, 007 8, 166, 570 7.75%, 04/01/25 (Call 04/01/22) 7,517 7,832, 338
7.00%, 06/15/25 (Call 06/15/22) @ 10, 021 10, 455, 671 680, 112, 893

KFC Holding Co./Pizza Hut Holdings LLC/Taco HEE - 0.0%

Bell of America LLC, Microchip Technology Inc., 4.25%, 09/01/25
4.75%, 06/01/27 (Call 06/01/22)®® 11,125 11, 397, 006 (Call 09/01/22) 71 72, 818

LBM Acquisition LLC, 6.25%, 01/15/29

(Call 01/15/24)@® 11, 354 10, 534, 241
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Black Knight InfoServ LLC, 3.63%, 09/01/28 CommScope Inc.

(Call 09/01/23) @ ® $ 15,090 14, 313, 808 4.75%, 09/01/29 (Call 09/01/24)@® § 17,703 $ 16,643,309

Boxer Parent Co. Inc., 7.13%, 10/02/25 6.00%, 03/01/26 (Call 03/01/22)" 21,353 21, 864, 191
(Call 06/01/22) @ ® 379 393, 199 7.13%, 07/01/28 (Call 07/01/23)®® 11,748 11, 087, 175

CDK Global Tnc. 8.25%, 03/01/27 (Call 03/01/22)@® 14, 110 14, 039, 450
4.88%, 06/01/27 (Call 06/01/22)® 11,507 11, 770, 050 CommScope Technologies LLC
5.00%, 10/15/24 (Call 07/15/24)® 5,097 5,322, 906 5.00%, 03/15/27 (Call 03/15/22) @ ® 10, 784 9,615, 661
5.25%, 05/15/29 (Call 05/15/24) @ ® 8,023 8, 243, 450 6.00%, 06/15/25 (Call 06/15/22)“ 18, 597 18, 200, 287

Change Healthcare Holdings LLC/Change Connect Finco Sarl/Connect U.S. Finco LLC,

Healthcare Finance Inc., 5.75%, 03/01/25 6.75%, 10/01/26 (Call 10/01/22)“® 30,070 30, 445, 875
(Call 03/01/22) 19, 673 19, 599, 226 Consolidated Communications Inc.

Clarivate Science Holdings Corp. 5.00%, 10/01/28 (Call 10/01/23)®® 5, 520 5,237, 031
3.88%, 07/01/28 (Call 06/30/24) @ 13,909 13, 144, 005 6.50%, 10/01/28 (Call 10/01/23) @ ® 11, 526 11, 494, 880
4.88%, 07/01/29 (Call 06/30/24)®® 14, 141 13, 316, 014 Frontier Communications Holdings LLC

Fair Isaac Corp. 5.00%, 05/01/28 (Call 05/01/24)®® 22, 425 21, 854, 719
4.00%, 06/15/28 (Call 12/15/22)®® 14,611 14, 452, 060 5.88%, 10/15/27 (Call 10/15/23)@® 17,328 17, 568, 736
5.25%, 05/15/26 (Call 02/15/26) @ ® 3,718 3,967, 140 5.88%, 11/01/29 (Call 11/01/24)® 10, 962 10, 117, 926

Minerva Merger Sub Inc., 6.50%, 02/15/30 6.00%, 01/15/30 (Call 10/15/24) @ ® 15, 328 14, 213, 195
(Call 02/15/25) @ ® 34, 025 32, 766, 670 6.75%, 05/01/29 (Call 05/01/24) @ ® 15,210 14, 795, 053

MSCI TInc. Hughes Satellite Systems Corp.

3.25%, 08/15/33 (Call 08/15/27)@® 10,075 9, 532, 626 5.25%, 08/01/26" 10, 848 11, 133,953
3.63%, 09/01/30 (Call 03/01/25)@® 13, 296 13, 063, 498 6.63%, 08/01/26" 12, 638 13,173,513
3.63%, 11/01/31 (Call 11/01/26) @® 9,076 8, 896, 096 Iliad Holding SAS

3.88%, 02/15/31 (Call 06/01/25)@® 14, 345 14, 280, 627 6.50%, 10/15/26 (Call 10/15/23) @ 16, 953 16, 953, 000
4.00%, 11/15/29 (Call 11/15/24) @® 15, 258 15, 372, 682 7.00%, 10/15/28 (Call 10/15/24) @ ® 13, 428 13,331, 721

Open Text Corp. Koninklijke KPN NV, 7.00%, 03/28/73
3.88%, 02/15/28 (Call 02/15/23)@® 12,516 12, 111, 608 (Call 03/28/23)@®© 9,782 10, 053, 915
3.88%, 12/01/29 (Call 12/01/24)® 13,816 13, 093, 827 Level 3 Financing Inc.

Open Text Holdings Inc. 3.63%, 01/15/29 (Call 01/15/24)@® 12, 651 11, 140, 660
4.13%, 02/15/30 (Call 02/15/25) @ ® 14,122 13,519, 020 3.75%, 07/15/29 (Call 01/15/24) @ ® 13, 860 12, 335, 400
4.13%, 12/01/31 (Call 12/01/26) @® 9, 186 8,710, 441 4.25%, 07/01/28 (Call 07/01/23)“® 17,528 16, 183, 942

PTC Inc. 4.63%, 09/15/27 (Call 09/15/22) @ ® 14, 675 14,161, 375
3.63%, 02/15/25 (Call 02/15/23) 7,909 7,860, 063 5.25%, 03/15/26 (Call 03/15/22) 10, 847 10, 879, 819
4.00%, 02/15/28 (Call 02/15/23) @ ® 7,000 6, 862, 330 5.38%, 05/01/25 (Call 05/01/22)® 12, 186 12,232,516

Rackspace Technology Global Inc. Lumen Technologies Inc.

3.50%, 02/15/28 (Call 02/15/24) @ ® 8, 709 7,903, 418 4.00%, 02/15/27 (Call 02/15/23) ®® 19, 384 18, 450, 474
5.38%, 12/01/28 (Call 12/01/23)®@® 8,018 7,182, 224 4.50%, 01/15/29 (Call 01/15/24) @® 14,319 12, 008, 629

ROBLOX Corp., 3.88%, 05/01/30 5.13%, 12/15/26 (Call 12/15/22) @ ® 17,793 16, 581, 830
(Call 11/01/24) @® 15, 570 14, 827, 311 5.38%, 06/15/29 (Call 06/15/24) 14, 535 12,611, 874

SS&C Technologies Inc., 5.50%, 09/30/27 5.63%, 04/01/25 (Call 01/01/25) 7,953 7,926, 408
(Call 03/30/22) @® 28, 334 29, 154, 706 Series W, 6.75%, 12/01/23" 9,772 10, 211, 496

Twilio Inc. Series Y, 7.50%, 04/01/24 (Call
3.63%, 03/15/29 (Call 03/15/24) 7,439 7,125, 669 01/01/24) 14, 578 15, 325, 032
3.88%, 03/15/31 (Call 03/15/26)“ 7,772 7, 326, 406 Nokia OYJ, 4.38%, 06/12/27% 7, 468 7,725,751

Veritas U.S. Inc./Veritas Bermuda Ltd., Sprint Communications Inc., 6.00%, 11/15/22% 344 353, 890
7.50%, 09/01/25 (Call 09/01/22) @ 25,111 24, 806, 883 Sprint Corp.

i 7 10 .63%, 5/25 (Ca s 21, 662 24,017, 743

f?ﬁ{” 7.1% L 7.63%, 03/01/26 (Call 11/01/25)® 22,726 25,934, 911
ice France Holding SA o ®
6.00%, 02/15/28 (Call 02/15/23)@® 18,306 16, 177, 928 s ijhgiﬁ’ 09/15/23 62,829 67,541, 175

0, (a) wiltlc .

Mt.l‘o' ?0%” 0?/15{23 O(Cau 05{1,5/22>‘ 23,006 R 3.75%, 09/15/28 (Call 09/15/23) @ ® 11,183 10, 602, 276
ice France SA, 5.50%, 10/15/29 (Call . : 3 X o X
10/15/24) 29, 991 27, 479, 254 4.13%, (_)6/15/29_@311 06/15/24) 6,574 6, 299, 536

Altice France SA/France Telecom Italia SpA/Milano,

0, (a) (b)
5.13%, 01/15/29 (Call 09/15/23) 7,315 6,617, 675 5.30%, 05/30/24 21,936 22,518, 857
5.13%, 07/15/29 (Call 04/15/24) 36, 202 32,762,810 Telesat Canada/Telesat LLC .
5.50%, 01/15/28 (Call 00/15/22) @ 16, 161 15, 111, 707 4. 880A,, 06/01/27 (Call 12/01/22);“’) 6, 150 4, 366, 500
8. 13%, 02/01/27 (Call 08/01/22)“® 26, 050 27,412, 415 R 630/°’ 12/06/26 (Call 12/06/25) oo 7,310 >, 419, 167
Avaya Ine. . 6.13%, 09/15/28 o ﬁ?o /S,g/\u[)/w/m (Call 10/15/22)“ 7, 465 3,743, 144
B (a) (b) —Mob1le US ne.
Bri .(Cdu 09/15/23). . 14, 600 14, 087, 149 2.25%, 02/15/26 (Call 02/15/23)® 14,972 14, 447, 980
ritish Telecommunications PLC 9. 95%. 02/15/26 (Call 02/15/23)® 12315 s
4.25%, 11/23/81 (Call 11/23/26) @®© 6,810 6,516, 898 ne0v @ ’ 1,883,975
4.88%, 11/23/81 (Call 08/23/31) @®© 7,245 6, 948, 272
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BERME (FE) ivxeT7—A iBoxx ¥ FAET
2022 42 H 28 H A A —)V R#{E ETF
(FRENTWNWBAA—E U TF—IITHEEIZESL)

A
5 () 15 T (HfF) iz
EREE ) B - D —2R (fE&)
2.63%, 04/15/26 (Call 04/15/23)© $ 17,024 § 16, 669, 901 6.50%, 10/01/25 (Call 10/01/22)®® $ 10,276 § 10,423, 718
2.63%, 02/15/29 (Call 02/15/24)® 13,730 12, 960, 752 9.75%, 08/01/27 (Call 08/01/23) " 6,024 6, 600, 798
2.88%, 02/15/31 (Call 02/15/26)© 15,311 14,376, 744 40, 456, 592
3.38%, 04/15/29 (Call 04/15/24)® 17,879 17, 496, 389 HELEF - 98.0%
3.38%, 04/15/29 (Call 04/15/24) @ 16, 021 15, 678, 151 (BB - $17, 210, 885, 845) 16,340, 616, 540
3.50%, 04/15/31 (Call 04/15/26)" 19,915 19, 622, 823 —
3.50%, 04/15/31 (Call 04/15/26) 16, 369 16, 128, 621 e
4.75%, 02/01/28 (Call 02/01/23) ¥ 25, 383 26, 265, 077
5.38%, 04/15/27 (Call 04/15/22)" 7,235 7,464, 233 <F—+w—Fyb-T77F - 18.0%
ViaSat Ine. BlackRock Cash Funds: Institutional, SL
5.63%, 09/15/25 (Call 09/15/22) @ 10, 504 10, 045, 343 Agency Shares, 0.09% " 2,859,403 2,859,074, 472
5.63%, 04/15/27 (Call 04/15/22) @ ® 8,584 8, 569, 407 BlackRock Cash Funds: Treasury, SL Agency
6.50%, 07/15/28 (Call 07/15/23) 5,977 5,513, 783 Shares, 0.03% % 131,460 131, 460, 000
Vmed 02 UK Financing 1 PLC 2,991, 434, 472
4.25%, 01/31/31 (Call 01/31/26) ‘f“ 18, 490 17, 095, 932 EHEEAS - 18.0%
4.75%, 07/15/31 (Call 07/15/26) @ 20, 821 19, 961, 093 (B + $2, 991, 228, 911) 2,991, 434, 472
Vodafone Group PLC -—_—
3.25%, 06/04/81 (Call 06/04/26) 7,878 7,297,391 &gﬁﬁﬁ?’f%"%ﬁ - 116.0%
4.13%, 06/04/81 (Call 03/04/31)© 14, 427 13, 132, 260 (BRI - $20, 202, 114, 756) 19,332, 051, 012
7.00%, 04/04/79 (Call 01/04/29)®© 29, 640 32,791, 633 ZOMEE. AKEREK - (16.00% (2, 662, 277, 366)
Windstream Escrow LLC/Windstream Escrow WIETE — 100. 0% $ 16, 669, 773, 646
Finance Corp., 7.75%, 08/15/28 —
I3 (a) (b)
Jyacall O3B 20,908 2049585 O 1933 RO Rule 1440 () (2IES< BEGIRAIER, SRR
ey o oo SERIRG U Tl B E R it T & £
4.00%, 03/01/27 (Call 03/01/22)@® 22, 106 21,016, 174 o v SRR S e
6.13%, 03/01/28 (Call 03/01/23)“® 16, 345 15, 188, 264 . 5*@?’\Ti“i HRIL AL S T
I —— O EEREER T, SRIEELICY Y FERET, RENTVS L— ME
B 1,191, 039, 531 BARBAEO R L — b TF, AESOIFICIL, M SN TR THRASAILY
Tl - U= b - IR - 0.2% TrLr A L= hBEUBAT Ly FbEENET,
Mattel Inc. O FEFEATE DM A AR KAGER T,
3.38%, 04/01/26 (Call 04/01/23) “‘”*’? 8, 086 8, 030, 207 © 1933 4EIEHIED Regulation S Db L. UIEAILEAEE G L O ERE
3.75%, 04/01/29 (Call 04/01/24)@® 9,431 9, 415, 297 BERICES X £,
5.88%, 12/15/27 (Call 12/15/22)@® 8,673 9,190, 381 O S RoRmAE
26, 635, 885 © HIRIC R BRI 7 B RIRIE Y T,
SEHf - 0.1% W OMEEAO TR TE T, BRI AR LV EASREL
XPO Logistics Inc., 6.25%, 05/01/25 N
(Call 05/01/22) @ 17, 358 18, 002, 329

BEE - V—2 - 0.2%
AerCap Global Aviation Trust, 6.50%,

06/15/45 (Call 06/15/25) @ ®© 7,552 7,886, 805
Fortress Transportation and Infrastructure

Investors LLC 5.50%, 05/01/28 (Call

05/01/24) © 16, 284 15, 545, 271

B A
2022 4£ 2 ] 28 R THEEEICIS\N T, 1940 AEEERAHIEHS 2(a) Q) (UEHR) O HM L, 77 > FOBEREL 72 SHHRITHRICKHT 2 BRE, LUTFO#@Y T,

RE 1T XRZ 7>
AT REBFF M f A 2022 4F ALY ZE s
2021 4 THEA, TERNE & B EIF) 2k (FFAliH) © 20224 2/ 284 sy
BREAH LT 24281 Vet SZRE (#85) ZH 24 28H  (Hr:T) Fzk o D
BlackRock Cash
Funds: In-
stitutional, SL
Agency Shares $ 2,655,688,680 §205,403,556“ § - § (385,166) $§ (732,598)  $2,859,974,472 2,859,403 §$ 7,441,735 § -
BlackRock Cash
Funds: Treasury,
SL Agency Shares 236, 720, 000 - (105, 260, 000) @ - - 131, 460, 000 131, 460 12, 767 -
§ (385,166) § (732,598) $2,991, 434, 472 $ 7,454, 502 $ -
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BERME (FE) ivxeT7—A iBoxx ¥ FAET
20222 3 28 A NA A =) FALE ETR

BESA ()
@A GEH) SncEReEAERLET,

O T RTERE R, B MRS X 2 B RO FRE D DB LI A RER B DA OB RIS T 5 /55 OFHobkds L OB E R 2 b ONCZ O3
POV EEERLEER L ET,

HRBREDOAEMMEEL = F N *—
AR DN EEDOWREICBNTIL, el a v 7y RBRFIASRET, 407y bOLALB LOE@MEHOFEICET 2 7 7 v ROGEHI W CiE, TMBEEICKTT 57

L) AL TIEE N,

DTFo#IL, 772 FOSMBEMEZAEMBE =713 —RICEH LIbO T, 77 v FOSMMAGOEELT ) —JIONTIT, ERROBERMEICHRSATHWET,

L~ | L~ 2 L~ 8 AFF
B
FhAE $ - $ 16, 340, 616, 540 $ - $16, 340, 616, 540
YH— e v—F v b TR 2,991, 434, 472 - - 2,991, 434, 472
$ 2,991,434, 472 $ 16, 340, 616, 540 $ - $19, 332, 051, 012

WY BTN AT B EBL TS LS,
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V. 772 FOREBIKR
ISEERR R R T O B A A

ivx7—X+ TR NOZHEMBESB IO V=7 —X iBoxx K RILET/A A —/b NiHE ETFOZ3EE
BAL

FIBEFRICSH T SESL

Frlx, i =7 —X iBoxx K RVET A A —)L REAE ETF (i =7 —X+« FT7AMZMHERLTED,
LR T77 R Lo, ) 020224 2 A28 HBI{EDIRM OEEAMRE (WERMERL S5, ) . 2022
2 H28FICHT LIcRFHEE OB T 485 AE, 20224 2 A28 BITH T Lo FHEERT 2 M 0 HE
FEABGHAEE (BT 21ERE 5T, ) BRLU20224E 2 H28 A& T LIcXFHEERTS 5 FHOMB A T4
M (AT TRMBERE] LT 5, ) 2BEAELEZ, Hx0BR T, AMBERIT., T TOHERERAIZ
BT, 20224 2 A28 HIFR D7 7 > ROMBIREE, M THEEOEMMKE, 202242 A28RICK T LA
FHEELRT 2 AERIIC I T DHE PFED LB F L 120224 2 A28 B # T LI-2FHEERIF 5 EMIC BT 2% A
T4 M, RKEIZBWTRICATEZY EROD LN TV AR FANCHER L TEIEICE R LTV D,

B DR

AMBERIL, 77 FOREHROEFEETH D, Hx OBEMET, Tx OBEBICESERAMEERICHTLE
RERWATLHZLTHD, Fixld, ABHSHSFEEZES (PCAB)  CKE) 1B N-XFHFEHTTH
0| KREREFGESE R S QNSRRI 1 & B 2% K OPCAOBD#E i & 2 BLHIIR L OYREICHEW, 77 > RICBL
TS L TWAMENRD 5,

T4 IZPCAOBDFEMEIZ FE S & | AMBESHOB A Z i L=, 25T, AMBEERICRE L I3
K DBERBRBAFERDEENTORONICONWTEEMRRIEZ G121, Fox NEEZFE, FEigd D
ZEEFRLTND,

FTex OEEIZIT, BBBICL DDA EIZL 2000 b5 T, AWBERHICBIT 2ERREMBIRRCELDY A
7 OFMiZ R T 2 FREBLOENDLD Y AT ~Oxtihw EiT 2 TR NEEnbd, TN HOFFEIL,
REIC LD ARMBEHICE TN 8B LOFRARICET 25HLOBGEN & £ b, Fx OBERITE-.
A S 7S FHRANRS KO FRIC K 2 ERZR B S D OF, 72 & ONIARME B O 2R 70 38 O FHT
WEEND, FxDF/REIT, WA NT 47 v, AFRFHEBERITSE, REAFITE IO v—h —Txt
T 520224F 2 H28 HRF A CIRA T D A MiRER OB A2 BT, B, 7T u——nbREIED R 256134
DEBETFHEE 2 FEH Lo, Fexld, Fox OBEADN, FTx OBEEEROGHN LB RIET I 6D LEZX D,

TIA AT F—H =T AT ——ALLP

RUVNVNR=ETIN, T4 TTNT T

202244 A21H

Fxlx, 200000 B 1 U EOT Ty sy s « JA—TOREXTOERENE LTHET D,
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AEARIEE

2022 42 A 28 HETE

iv=T7T—X
iBoxx K RAVET/NA A —/L N ETF

BE

BEATMARS, S (SO EE2 Gt ©

B A LIS
BEE A

Bl

R E
BB TR HIR A
FAGRES BT AR — B 4
BARZIRFESR e AR A
AT 24 48
ARUCFILE.

EEAT

A
A
BT A RE 52 AFBAR, FFATAR
ARALEE
BBIEARI S
BARZ SRS R ARAL &
ARFABE TR R

A
L

M EEPAN
HOABAR

L Ve PS
L PE

FEATH S RS M3
TR

EHE AL

EENT]

@ A MRES, AT
® B AR — B LS
© B BRI — B

BN T Sl e L TS ES 0,

16, 340, 616, 540 ¥ 1,888,158, 241, 197

2,991, 434, 472 345, 660, 253, 240
399, 133 46, 119, 818

7,360, 310 850, 483, 821

673, 029 77,768, 501

17, 118, 688 1,978, 064, 398
3,434 396, 799
231,938, 814 26, 800, 529, 958
19, 589, 544, 420 2,263, 571,857, 731
2,859, 723, 460 330, 441, 045, 803
52, 695, 344 6, 088, 946, 999
991, 745 114, 596, 135

6, 360, 225 734,923, 999
2,919, 770, 774 337,379, 512, 936

16, 669, 773, 646 ¥ 1,926,192, 344, 795

19, 086, 219, 034 ¥ 2,205,412, 609, 379
(2,416, 445, 388) (279, 220, 264, 583)

16, 669, 773, 646 ¥ 1,926,192, 344, 795

199, 700, 000 H

83. 47 ¥ 9, 645
M| PR
2L
2,764, 124, 311 ¥ 319,394, 564, 136
17, 210, 885, 845 ¥ 1,988,717, 859, 390
2,991, 228,911 ¥ 345,636, 500, 666
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BRitEE

2022 4E 2 J] 28 HK T4ESE

i T —X
iBoxx K KA T/NA A —/L F#4E ETF

BB
S HUEL Y 4 — B A DSt $ 6,711 ¥ 775, 456
= HUEL Y 4 — B 237, 548 27, 448, 671
SRR — BdE At LIAh 797, 433, 018 92, 143, 385, 230
FAMRESR ST I A — BE o — A 7,216, 954 833,919, 035
ZOMOINEE — BdES LISk 1, 147, 853 132, 634, 414
BRI AR 806, 042, 084 093, 138, 162, 806
%
5 8 T 97, 173, 850 11, 228, 438, 368
R S 390 45, 065
A 97, 174, 240 11, 228, 483, 432
Eitg S uPAIEAS 708, 867, 844 81, 909, 679, 374

EHP LUKRETFE ER)
EIAFIEE (KR

g — B LISh 71, 199, 289 8,227, 077, 844
B — Bt (385, 166) (44, 505, 931)
B ER — BdE DA 154, 930, 282 17,902, 194, 085
FHLRF LS 225, 744, 405 26, 084, 765, 998
REHEME GEMR) oMLH)
B — B LIS (876, 904, 861) (101, 326, 356, 689)
B — Bt (732, 598) (84, 651, 699)
REBFHN4 GHIE) OMALH) (877, 637, 459) (101, 411, 008, 387)
FBLI L ORFEBIME K (651, 893, 054) (75, 326, 242, 390)
WA X pME EOMEE N (8Y) 5 $ 56, 974, 790 ¥ 6, 583, 436, 985

JHBEERNN T S E L TS /EE 0,
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MEERSARES

i3 =7 —2X iBoxx K RAEET/A A —/b RikfEE ETF
2022 4F 2 H 28 A& T4ESEE 2021 4F 2 F 28 H#& T4ESE

FOEREDIEN ()
ER

Eita g AlEA $ 708,867,844 ¥  81,909,679,374 § 1,125,851,046 ¥ 130,092, 088, 365

FELMFLE 225, 744, 405 26, 084, 765, 998 757, 857, 037 87, 570, 380, 625

RFEBMZE GHER) oWiZH) (877, 637, 459) (101, 411, 008, 387) 582, 713, 820 67, 332, 581, 901
EIC X AMEFEOMEN () %8 56, 974, 790 6, 583, 436, 985 2, 466, 421, 903 284, 995, 050, 892

SRR REHE~OHHE®
ZASHEBRIRA B ~DHBAIT K s
PEDIVEE

(814, 300, 808)

(94, 092, 458, 364)

(1, 193, 249, 170)

(137, 879, 941, 594)

BAZ RIS OWE|
BARZ SR DG & 2 FiE E Dl
B ()

(5, 046, 604, 584)

(583, 135, 159, 681)

7,744, 232,001

894, 846, 007, 716

(5, 803, 930, 602)
22, 473, 704, 248

(670, 644, 181, 061)
2, 596, 836, 525, 856

9,017, 404, 734
13, 456, 299, 514

1,041, 961, 117, 014
1, 554, 875, 408, 843

PEE

MEEOHN (8L BEAF

B

EUEN $

16, 669, 773, 646

¥ 1,926, 192, 344, 795

$ 22,473,704, 248

¥ 2,596,836, 525, 856

@ AEEONEAI, KEMHFTBOMEI > TRESNTHET,

BRI T Sl e L TS ES 0,
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1. KA

iveT =X 8hZA2 L (BUF ThZ2 M) 31940 FFERME (SOEEETe)  (LUF T1940 4% ) 2k r4—7
vy RRIOBESHE LTRESNTWET, FIA ML, T TMNOEEEFE LTHEBSNATEBY ., 5o
V) —RXFELEAR— N7+ VA EHHET A ENRRBOLNTWVET,

AMBEEF T, UTO77> R BT, B0 T IET772 R D5WVIERMLT 77K ) ORI

iz 7—X ETF DD FTE
iBoxx K R/VET/NA A —/V FHH1E Nt o)
iBoxx K R/LHE TR I AL Sy

2. EHERSHFE#

B ERIE, KE T RICAIERZY L380 b2 EAl (LUF DKIE GAAP) ) IZHELL TR S TR D, =T A
v E, MBEE EOEER LOREOR B, MBEE N BEOMBEEL L OAEORRNE, 75 OIS S
T OEMIC L DMEEDHMNE LD OREBICHBEL G220V BIMMUEZIT) ZERERSNTOVET,
BROFRIT, T 9 LIERAY LIFRARD RN H Y £F, 47 7 > Nid. KEGAMP O FTRERIEL LTAHAR S,
B ALICHEA SN D RE B L OME T A ¥ 0 R TWET, HEERSFHHOENITLLTOEY T,

BEEG 3 XU DFE - MBHE OB L, BERGNTIWRSIFITHICE e Ed, BREIRGIR 2 FEBRGE B X
OMERIT, MBNEICEVIRESNE T, ZREYESB IO Y EX T A L OGE U DBHL56) 13, BEY%LH
WCEF LS ET, FHRBEYUNH HHGITIE, BEYED BICAEMECEH LanE 3, BITENOEMEZ T 254,
ELERAVAPORMVICEY REPEREETED O LA Y &0 &A%, B EE o BT O
FO/ELFFEBRABICHEESND 20D £, BHEIRDLI TV IT LABLOT 4 24 ¥ > b OE AR KU
EETSIREL, BAEERECTHERREMSLET,

BER MBSO BN L, EMERIIEMEEROTH L LTfRbndld, 770 RTEERIF Y XS A U F
Fa ZARECET, PLFEEITRKITT 7 FORBGRTIER L BEFO 7 7 & FRASIEHRRA B 23R
SN2 DDA ETITHERKIE, 7 7 v FOBRBEERICRHFESMAIE (BL) 2»Oo0IAERIHEZ bR
F9, ZND ORI K HMEPE F 7T EEME~OREITLH Y A,

SR 1 A7 7 2 RS D IS ek LORLEIE, BEE%ED BIZE EEanE T, HBleIsE LoRETRES L, W
B ISR T D REMAIE S L OESRMF vy XNV T AV EIR R D560 HY £7, BESBIOHEEITK R
NTXEDI, 77 FOBMZRIEZR K L THEBRICHERE T2 2 L3 TE £ A, SROMES L ORHITKE
EFBUZBLANCIENIRE S, K[E GAAP & 5705 2 &H 0 £,

A7 72 RIZEH oOEB BT, R MEEZREET D, e 2B E2E0RPERELTCOET, 22005
BRIOTTT7 7 FBRAIRRKRY A7, 772 FICH LU TR SN ARENEOH DB LI T2 &4, TOMER
FHNIRARETH D = L NSRBI TT,

3. HBEOFMB L OAEMERE

BEOFMSS . K7 7 v FOEEIX, 77 v RO EGEEIFIABEWVTO A% HOAEMME (RMEEE I T
B EETREINDZELHD) THMISN TR Y., MEHREO B LTSS BBECHIME S TWEd, KIE GAAP 1%,
ANIEEDEFRE., 77> RBAHE B IZBIT 2 TSNS EOKFH BB W TEELTEHT 570 b iz
TRAEEBIRT 27O E LTWET, &7 7 Nid. NI A NOZFEES (UUT [Z3EER] ) PEDT
WA FEHIHE S E | Hix RMNLOT — T —F ISR EET 2R L CERlROA EMELBEEL TWEST, H
RESR: O THIGMEE DB I AT TE oV, ERIEYSHA MR OAEMMMEZ IEMEICR L TORWES, AilRERIEL. A
EflifEZ KT 2 b0 L L TEZHEERIVARB LI FEHIE > THianET, 7 I v r7av s - Fa—sb - NJax
—ygry AV RpY—a3IvFrs— LIF Ze—2L e N az—gr-aIvrs—] ) L. Za—r1m
AR EDFHB L OFHEZRE L, T XTORMMEMICEET Mg ERELZ R T 572D~ R Y A MR
L7eZBATY,
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AEMEDA Ty PBEIUAY Fud—: {77 FOEELS LOABOATEMEL. UTOHELSIOS, 7y |k
AL TRESNET,

TG N R G I AT Al RER M ERIF AR B IL, B%., MNLOT 4 —TF —F 72135 =H Th A Mg — v 24
HE D SRS N D EEO AT AR BIHE F 72 X BUEO TS 2 AW CRM S vE 37, ik — v 2 2465
WEE, BEEAREF M B OB | EAL TORRF S 2 BB 2 0E L TEEFOFM 217> TWETN, 77 Nk
Z 9 LEAMGERICOWT L D DB COMRAEEITBSI 21T 2 BARH Y £, 2 OHBOEGI AL,
MBI E R MBI ORSHEAL L 0 GDBERBENH 0 £4, B — A BMEHE, ~ Vv X - FF7 4
VT EITFMEOREIL DA 7y FBIOKE (BBIT—4# (BEEOMNRNRBEINHMER X OGEMNHE 7
L) . ST 4., BRECHETIER, RSN EHEoLE, =2 — 2B ooEERREED) &
AVDFMET AV ZFAT2HER/H 0 £, GEMEERL LT —F — VBEGER 2 & Lo — MO M E A FE
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iBoxx K R/VEET/NA A —/L KA

Barclays Bank PLC

Barclays Capital, Inc.

BMO Capital Markets Corp.

BNP Paribas SA

BofA Securities, Inc.

Citadel Clearing LLC

Citigroup Global Markets Inc.

Credit Suisse Securities (USA)
LLC

Deutsche Bank Securities Inc.

Goldman Sachs & Co. LLC

HSBC Securities (USA), Inc.

J.P. Morgan Securities LLC

Jefferies LLC

Mitsubishi UFJ Securities
Holdings Co., Ltd.

Morgan Stanley

Nomura Securities
International, Inc.

Pershing LLC

RBC Capital Markets LLC

Scotia Capital (USA), Inc.

State Street Bank & Trust Co.

Toronto Dominion Bank

UBS AG

Wells Fargo Bank N.A.

Wells Fargo Securities LLC

iBoxx K R/VAE TG MG ATE

Barclays Bank PLC

Barclays Capital Inc.

BMO Capital Markets Corp.

BNP Paribas SA

BofA Securities, Inc.

Citadel Clearing LLC

Citigroup Global Markets, Inc.

Credit Suisse Securities (USA)
LLC

Deutsche Bank Securities, Inc.

Goldman Sachs & Co. LLC

HSBC Securities (USA), Inc.

J.P. Morgan Securities LLC

Jefferies LLC

Mitsubishi UFJ Securities
Holdings Co., Ltd.

Morgan Stanley

Nomura Securities
International, Inc.

Pershing LLC

RBC Capital Markets LLC

Scotia Capital (USA), Inc.

State Street Bank & Trust Co.

TD Securities (USA) LLC

Toronto Dominion Bank

Wells Fargo Securities LLC
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67,831, 034 67,831, 034 - -
45, 161, 604 45, 161, 604 - -
550, 363, 201 550, 363, 201 - -
74,327, 383 74,327, 383 - -
25, 199, 873 25,199, 873 - -
145, 401, 200 145, 401, 200 - -
14, 432, 773 14, 432, 773 - -
76, 151, 624 76, 151, 624 - -
508, 358, 308 508, 358, 308 - -
7,580, 121 7,580, 121 - —
584, 270, 724 584, 270, 724 - -
10, 537, 098 10, 537, 098 - -
20, 934, 400 20, 934, 400 - -
130, 150, 490 130, 150, 490 - -
54, 556, 869 54, 556, 869 - -
2, 655, 496 2, 655, 496 - —
175, 687, 647 175, 687, 647 - -
24,515,933 24,515,933 - -
7,660, 802 7,660, 802 - -
5, 066, 082 5, 066, 082 - -
4, 432, 366 4, 432, 366 - -
5, 604, 332 5, 604, 332 - -
46, 363,916 46, 363, 916 - -
$ 2,764,124,311  $ 2,764,124, 311 — 3 —
$ 250,657,734 $ 250,657,734 - 3 -
59, 974, 885 59,974, 885 - -
3,052, 124 3,052, 124 - -
299, 978, 117 299,978, 117 - -
109, 507, 560 109, 507, 560 - -
4,949, 303 4,949, 303 - -
36, 554, 598 36, 554, 598 - -
76, 528, 191 76, 528, 191 - -
109, 390, 948 109, 390, 948 - -
214, 809, 414 214, 809, 414 - -
276, 573, 319 276, 573, 319 - -
332, 048, 950 332, 048, 950 - -
3, 138, 887 3,138, 887 - -
78, 195, 549 78, 195, 549 - —
190, 081, 712 190, 081, 712 - -
19, 639, 285 19, 639, 285 - -
25, 778, 842 25, 778, 842 - -
388, 612, 429 388, 612, 429 - -
19,947, 514 19,947, 514 - -
8, 040, 096 8, 040, 096 - -
13, 607, 423 13, 607, 423 - -
7,013,903 7,013,903 - -
23, 970, 940 23, 970, 940 - -
$ 2,552,051,723  $ 2,552 051,723 - 3 —
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